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n WHOWKATOPbI IONTOBOIO PbIHKA

WHaekebl 3HaueHne N3m-e Bbinyck Mokynka [pogaxa N3m-e YTM, %
RUB/USD 28.68 0.0277 ) Od3 45001 102.87 103.05 0.00 5.65
EUR/USD 1.2021 0.0035 ) O®d3 46001 107.50 107.67 0.12 6.00
MIBOR, % 3.86 -2.61 [ ] O3 46014 109.35 111.00 -0.30 6.84
OCTATKN HAKIC B LIB, 385.8 -0.5 v Mlop39-06 111.90 112.10 0.10 6.81
MNPA. PYB.

HE®Tb (URALS) 55.36 1.71 17 Moc.o6n.58 109.65 109.79 0.20 6.85
30N10TO 502.9 0.2 ) CamapO6n 2 0.00 100.00 -0.20 7.05
EMBI+ 364 -0.04 [ HwxropO6n2 105.00 105.20 0.10 7.70
EMBI+ CMPE[ 247 2 L) FA3MPOM A4 104.35 104.48 -0.12 7.08
EMBI+RUSSIA 422.29 0.3 ) EBpoceTb-1 101.58 101.60 0.06 11.91
EMBI+RUSSIA CMNPEA 117 0 S LIYH 01 o6n 100.61 100.99 -0.28 14.05
MICEX RCBI 101.66 0.08% ) OTK-01 06. 102.60 103.50 0.00 10.79
MICEX OFBEMbI, MAIH. PYE.  BUPXA PNC  PEMO  poccus 30 11163 112.25 0.00 5.68
KOPTOPATVBHbBIE 950.99 3749.49 2178.91 UST 10 100.45 100.50 0.18 4.44
MYHULIMMAMTBHBIE 248.00 276217 1577.37  [A3MPOM 13 12007 12057 0.06 6.13
FOCYNAPCTBEHHBIE 5160.21 BAHK MOCKBbI 09 104.26  105.26 0.40 6.70

M BHYTPEHHWI ONrOBOW PBIHOK

» B natHuuy, HecMOTps Ha 3HauMTENbHbIH O6BbEM HOBbIX Pa3MeLLeHUH, BTOPUUHDIM
PbIHOK BbIrAAAeNn [OCTaTouyHo cTabunbHbiM, OTUacTM NOAAEpPI)KKY PbIHKY OKasano
oyepefHoe CHWXeHWe amepukaHckoW BantoTbl Ha FOREX. Tak, yxxe B nepsoM
nonoeuHe Toprosoro gHsA posnap CLUA otHocutensHo EUR cHuaunca po 1,2014 ¢
1,1963. Takum ob6pa3zom, Ha MPOLION Heaesne BbIXOASALME MaKPOIKOHOMUUECKHE
JaHHble SABHO He CcnocobCTBOBa/M YKPENJEHUIO aMepuKaHCKoW BanioTtbl. B
pesynbTaTte 4yero, HauaB Hegeno Ha yposHe 1,1781, USD 3aBepwunn ee Ha ypoBHe
1,2018. CHuxxeHue Kypca gonnapa CLUA oTpasunocb v Ha POCCMMCKOM BHYTPEHHEM
Ba/IIOTHOM pbiHKe, rae pyb/ib MO UTOraM HefesM OTHOCHTEsIbHO Aofifapa yKpenuncs
Ha 23 Konemnku.

B naTHULY nNO3WTMBHAs [MHAMMKA BasfIlOTHOrO pPbIHKA MEpPeTeKsiia Ha [EeHEXHbIM
PbIHOK, T.K. ocnabneHue ponnapa cnocobCTBOBaNO MOBLILEHUIO YPOBHS pybnesoi
nuKBMaHocTU. Tak, CTaBkM No ofgHoAHeBHbIM KpeauTam Ha MBK k obeay cHusunucb
0o 3% rogoebix, a BpeMeHaMK focTuranu yposHs 2%.

Takum 006pa3oM, K KOHLY NpOLLIOH HefeNu Yy BHYTPEHHEro pbiHKa [O/roBbiX
MHCTPYMEHTOB CchopMUpOBaiach AOCTaTOUHO HEMaoXas 3aliuTa OT KpynHoro obbema
nepeMyHOro pbiHKa. o WUToram nATHUUHBIX TOProB KOTMPOBKM Haubosiee aKTMBHO
TOProBaBLIMXCA HErocyAapcTBeHHbix obnurauui B cpegHem Bbipocan Ha 0,1%.
MpuueM pPoOCT KOTMPOBOK MPOXOAM/ Ha (POHE LOCTATOUYHO MPWUSIMUHOMO YBE/IMUEHUS
TOProBoM aKTUBHOCTWU. Tak no utoram AHA OUpkeBble 0HOPOTbI CeKTopa COCTaBUAW
7,7 mnpga. pybnei no cpasHenuio ¢ 4,0 mapa. pybnen oHem paHee.

Ha nepBuuHOM pbiHKE B NATHWLY BCE pa3MelleHWA npowd 6e3 CyliecTBeHHbIX
ciopnpu3oB. Bce obnvraumm 6binv  pasmeuwieHbl B nonHom obbeme, AN yero
3MWTEHTbI MNpefdJsiaraiM MNPeMUIO OTHOCHUTE/IbBHO BTOPUUYHOrO pbiHKa. MckaloueHunem
CcTanu nuWwb aykuuoHbl no gopasmeweHuio OP3 46017, nposogumbie B MATHULY
LUentpanbHbim Bankom P®. HecMoTpa Ha [OCTATOUHO NpHWMUHbIA 0ObeM crnpoca
(7,96 mnpa. pybnei) pasmeleHo 6bino nuwb 2,2 mapg. pybnei. OgHako Ha 3ToT
paz LB pewmn He npepocTaBnaTh npemMuu Npu pasmelleHWH, a HaobopOT pasmMecTun
BbIMYCK C AUCKOHTOM OTHOCHTEJIbBHO BTOPUUYHOrO pbiHKa B pa3mepe 2 6.n.

» Ha npegncrosiue Hepene BHYTPEHHWM [O/TOBOM PbIHOK BHOBb OKAaXETCS NOA
LaBNeHWEM NepBUUYHOrO pbiHKa. Ha npepcrosuwein Hepene Ha pbiHKke nosiButca 15
3MUTEHTOB C NpeasioKeHueM cBoux obauraumit Ha obuyo cymmy 20,25 mnpa.
pybnei. Mbl nonaraem, uto NpencTosllMe PasMELLEeHUs BHOBb CHMU3AT aKTMBHOCTb
BTOPWUHOIO PbIHKA M, COOTBETCTBEHHO, DOKOBOE [ABWIKEHUE KOTUPOBOK COXPAaHMTCS.
MepBUUHBIM >KE€ PbIHOK, MO HaWeMy MHEHWIO, BHOBb OTKPOET BO3MOXHOCTH
MHBECTOpaM MoNyuuTb obaurauun ¢ nNpemMuen OTHOCHTEsIbHO BTOpPUUHOro pbiHKa. Ha
3TOM (bOHE Mbl MOJlaraeM, 4TO ydacTue B ayKLMOHaX Celuac AB/ISETCA [OCTATOYHO
npuB/eKaTeNbHOW cTpaTeryen.
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o nBHELI.IHl/Il7I [0NrOBOW PbIHOK

180 » US-TREASURIES. B narhuuy pbiHok KO CLUA ocranca ctabusbHbiM,
170 Mybnukaums cueTa TekylwMux onepauqi 3a Tpetui keaptan 2005 r. He npuHecna
CYLLLECTBEHHbIX MEePeMeH, MOCKOJ/IbKY BCE BaXKHble KOMMOHEHTbI 3TOM CTaTUCTUKM
6biM onybnuKoBaHbl paHee. TeM He MeHee, (DaKTMUECKWH AedUUUT cyeTa TeKyLMX
onepaLMi B TpeTbeM KBapTaje oOKasa/icCi HWXKEe MPOrHO30B 3KOHOMMCTOB,

160

150

140 oxugaswux ero Ha ypoeHe $204,8 mnpa., u coctaeun $195,8 mnpa. Cornacho
130 otyety bropo JkoHomuueckoro AHanusa [enaptamenta Toprosnu CLUA, pedpuumt
120 cueTa TeKylMX onepauuid BO BTOPOM KBapTane Obll NepecMOTpeH B CTOPOHY

nosbiweHusa go $197,8 mapa. co $195,66 mnpa.

LoxongHocTh us-treasuries BAnO oTpearwpoBanu Ha 3ToT otdyeT. [oxomHoctb 10-
neTHUX obauraumi «aepHynacb» ¢ otmeTtkn 4,44% po 4,50% romoebix, HO K
90 TeKylleMy MOMeHTy BepHynacb Ha yposHu 4,45% roposbix. Takum obpasom, 3a
won05 w05 aer05 - cem05  ok05 - HoR 05 me05 MUHYBLUYIO HeAento foxoaHocTb 10-neTHUx Bymar cHusmnach Ha 9 6.n.

CTOWUT Tak)Ke OTMETMTb, HAuYaBLUYIOCS WHBEPCHIO OTPe3Ka KPWUBOM AOXOAHOCTH US-
treasuries. B naTtHuuy poxogHocTb 5-neTHux obnuraumit Gbina HUXKE AOXOAHOCTU 2-

110

100

Cnpag kopnopaTtuBHbIX obnuraumii k Mockse v -
350 XNeTHUX obnurauui, HO B HACTOAWMA MOMEHT WX [OXOLHOCTM COBMajaloT M
325 coctaenaoT 4,36% roposbix. Mbl xaem, uto B 6auKalillee BpeMs 3Ta TEHAEHUMS
300 NPOAOMKNUTLCS, a CNP3/bl MEXY AOSrOCPOYHBIMU U KPaATKOCPOUHbIMKU OBAUraLuaMm

NPOAO/IKAT CyXKaTbCs.

HA 3TOW HEAEJIE Mbi o>XMaeM CHWKEHUS BONMATMIbHOCTM Ha PbIHKE Us-treasuries.
MoToK BaXKHbIX O/ [O/MrOBbIX PbIHKOB CTaTAaHHbIX ocnabesaeT, a yYaCTHUKW pbiHKa
HaAUMHAIOT FOTOBHTBCA K POXAECTBEHCKMM KaHukynaM. [y6nnKkauus BaXKHbIX AaHHbIX
OXMJaeTcs 3aBTpa — AWMHaMWKa LEeH B MPOMbILWIEHHOCTH, a TaK)Ke B YETBepr, Koraa
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175 BbIMAET CTaTUCTUKa noTpebutenbckux pacxodos, B T.4. PCE — index. CyuiectBeHHbIX
150 nepemeH, Nocne BbIXOAa 3TUX BNIOKOB CTAaTUCTHKMA Mbl He XAeM.

125 » EMERGING MARKETS. Croumoctb eBpoobnuraumit emerging markets cnabo
100 M3MeHWNnacb nNo  urToram nocnegHero  OHA  Hegenw. Unpekc  EMBI+
won05 won05 aer05 cew05 okr05  HoA05  mex.05 npofemMoHcTpupoBan cHukeHus Ha 0,04%, a ero cnpan npubasun 2 6.n. go 246 6.n.

YPCW 05 k Mockea 40

Matepouka k Mockea 36

3a muHyBwylo Hegenio wuHgekc EMBI+ npubasun 0,42%, a 3HaueHue cnpaga
5 cyaunocb Ha 1 6.n.
KopnopatueHbiit cerment » POCCUMACKHUE EBPOOBJINITALIMN npubasum B CTOMMOCTH CHIbHEE OCTasbHbIX
Pfiepbl o6opoTos bymar emerging markets Ha oHe I'IOBbILLIeHHﬂo cyBepeHHoro pewTuHra ot S&P.
OBopoTH. MIH. pYG. RV Uupekc EMBI+Poccus npubasun B NATHULY 0,3v0 %, @ Cnpaj, MHAOEKCa CY3WNICsA Ha 2
(Bupxa + PMC) cToumocTy, % 6.n. go 116 6.n. Mo UTOram HepesiM POCCUMCKUM MHAEKC Cnabo BblAenuscs Ha dooHe
OCTa/ibHbIX CErMeHTOB eBpoobnurauni emerging markets W MpPOAEMOHCTPUPOBA

®CK E3C-02 887.21 0.04 2
ASMPOM A6 673.03 0.30 2 poct Ha 0,47%, cnpaa wHaekca 3a Hepenio Bbipoc Ha 1 6.n. CerogHs c yTpa
espoobnuraummn «Poccua-30» Toprytotcs Ha yposHe 111,688 /112,250 npoueHTtos ot
LieHTpTen-4 352.13 0.30 )
HomuHana npu cnpage K UST-10 Ha ypoeHe 121 6.n.
FA3MNPOM A4 283.88 -0.12 [
Monumetant 163.72 -0.03 v
e oo o |IHOBOCTN GMUTEHTOB JONTOBOr O PbIHKA
Keap-01 137.61 0.00 2 » MUHOUH PO®. CpenHeBsBelleHHas  JOXOAHOCTb  Ha  ayKUMOHe Mo
LeHTpTon-3 12153 005 v fopasmelyennio OM3-A/L 46017VC0CTaBMJ1a 6,89% ronosbix, obbem pasmeLieHms
no HomuHany - 2,20 mnpga. pybnei. Cnpoc Ha aykuuoHe — 7.96 mnpgn. pybnei.
AVXKK 106 120.01 0.00 ~
» OCK E3C. CraBka (OUKCMPOBAHHOrO KYMOHHOrO AOXOfa TPETbero BbiMycKa
Mera®or206 11864 0.03 * obnuraumii  ®epepanbHoit ceTeBol KoMmnaHuu EguHOM  3HeprocucTembl  Obina
ycTaHoBNeHa B Xoje KOHKypca Ha yposHe 7,1% roposbix. Mo wuHdopmaLmm
Tupepsi poctainapenis arentctea REUTERS, o6bem cnpoca Ha ayKuvoHe coctasun 7,8 Mapga. py6nei.

PocT, % Manetve, % » PYCCHE®Tb B TeueHHe ofiHOrO [HA pa3MecTWia NepBblid BbiNyck obnauraumi Ha
235 ANk o1 cymmy 7 mnpa. pyonei. CTaBka KynoHHOro [OXO4a Ha nepsble TpU roga obpalyeHus
04 — 6bina onpepeneHa Ha KoHKypce B pasmepe 9,25% rogosbix.

3 M3 -4 o » CUBAKAJLEMBAHK pasmectun csou obnuraummn Ha cymmy 1,5 mapa. pybnei.
. -4 0l
Mo utoram KoHkypca cTaBka KyrnoHa Ha nepsble 1,5 roga obpauienus onpefeneHa
139 HHT-01 06n pasmepe 10% roposbix. O6beM cnpoca Ha ayKuuoHe npesbicun 2,5 Mnpa. pyonei.
1.00 CTVHduH-01 » MOCCENIbITPOM ®UHAHC. Mo utoram aykuuoHa cTaBKa KyMOHHOro goxoa no
MsTepoukad -9.60 obnuraumam KomnaHuu Moccenbnpom @uHaHc ycTaHoBneHa B pa3smepe 13%
BankCOHKO301 -5.07 rogoBbliX.
MpaimioH-1 -2.00 » KUT PUHAHC pasmectiun nepsbit BbinycK obauraumit Ha cymmy 2 Mmapa.
FrMocCrpo 160 py6nei. CraBka KynoHHOro goxopja Ha nepsbiii rog obpaweHus 6bina onpefeneHa
— 154 Ha KoHkypce B pasmepe 10,5% romosbix. O6bem cnpoca Ha obnuvrauuuM coctasun

2,3 mnpa. pybnei.

» TOT3K 22 pekabps niaHuMpyer Hayatb pa3MELLEHWS BTOPOTO  BbIMycKa
obauvraumii Ha cymmy 1,5 mnpa. pybnei.

» T[PYNNA MATHE3UT 22 pexkabps HauHeT pasmelleHWe AeBoTHOro BbinycKa
obnvraumii Ha cymmy 1,5 mnpa. pybnei.

© BAHK MOCKBbI
AHanuTuyeckum otgen
7 (095) 105-8000, BH. 4233
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[loxoAHOCTU KOpnopaTVBHbIX eBpooGnurauun
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» KB PYCCKWUWA CTAHIAPT. CoseT aupektopos 6aHka Pycckuit ctaHgapT npuHsia
pelieHre O pa3MeLLEHHH WECTOro Bbinycka obiuraumi Ha cymmy 6 mapa. pybnen.

M SKOHOMMKA/MONUTUKA

» BBIl. Mo paHHbiM Poccrata peanbHbit poct BBI1 no utoram 9 mecsaues 2005
roga coctaeun 6,2%. ITo HeCKOMbKO Bbille npenBapuTenbHON oueHkun MIPT,
coctasnaswen 5,9%. Unapekc-nednatop BBIM B Tpethem kBaptane coctasun 20,6%
Nno OTHOLWEHHIO K ueHam Tpetbero keapTtana 2004 roma. OcHoBHOM BKnag B pocT
BBIl B 3ToM rogy BHOCHT CTPOUTENbCTBO W cekTop Yycayr. [lpupoct Banosow
nobaBNeHHOW CTOMMOCTM B CTPOMTENIbHOM CEKTOpe B AHBape-CeHTAbpe CcocTaBun
7,9% no cpaBHeHWIO C aHaNOrMuHbiM NepHoOoM npolwnoro ropa. B ontosoi u
po3HuuHoi Toproene poct coctasun 10,8%, B rocTMHUUHOM U pecTopaHHOW cchepe
— 9,7%, B cchepe onepaumii ¢ HeasuxkumocTtbio — 7,0%), B cdepe npemocTaBneHus
XUAULLHO-KOMMYHanbHbIX ycnyr — 9,2%. B To >ke BpeMs OCHOBHbIM TOPMO30M
3KOHOMMKHK CTas NpOMbIIEHHbIM cekTop. [obblua NonesHbIX UCKONaeMbix 3a AeBsATb
mMecsueB yeenuuunacb avwb Ha 1,7% no cpaBHeHWo ¢ sHBapEM-CEHTAOPEM
npowsnoro roga, a B oDOpabaTbiBalOlMX OTPaCNsAX POCT BanoBoW AobasneHHOM
ctoumocTn coctasun 2,6%. B cenbckom xossiictee pocT no utoram 9 Mecsues
coctasun 2,1%. Buepa ke rnasa MuHduHa A.KyapuH coobuumn skypHanuctam, uto
poct BBIM 8 2005 rogy coctaeut 6,2%. C yuéToM nocnefHux AaHHbIX 3TW LMpbI
BbIrNAnAT peasjibHbIMHU.

» HUHODJALUUSA. Poct notpebutenbckux LeH 3a nepeylo Aekaay aekabps cocTtasun
0,3%. TMpu cOXpaHEHWM HbIHEWHWX TEMNOB MWHMIALUMM [0 KOHuA roma, PocT
noTpebuTenbckux LeH B aekabpe cocTtasut okono 1%, a no wurtoram roga — 11,1-
11,2%. [ocTatouHo cepbesHoe 3amefneHue WHGAAUMKM B NOCNEAHUE Mecslbl
CBS3aHO, Ha HawW B3rnsj4, C ABYMs (haKTOpaMMu: 3aMOPa’KUBAHWEM LEH Ha TOMJIMBO W
CoKpalleHHeM BlofKeTHbIX pacxoaos. B oktabpe u Hosbpe HenpoueHTHble pacxofbl
denepanbHoro bomketa coctasnsnu 203 mapa. pybnei u 251 mnpa. py6neit
COOTBETCTBEHHO MO CPABHEHWUIO CO CPESHWUMH EXKEMECSUHbIMW PacxofaMu B TPETbEM
kBaptane Ha yposHe 330 mnpg. py6nei. Mbl onacaemcs, uto ecnu B gOekabpe
MuHdMH HauHeT HaBepcTbiBaTb ynyuieHHoe (4ToBbl YNOXKMUTBCA B YTOUHEHHble
napametpbl bloaxerta, B Aekabpe MuHdbUH fomkeH uapacxogosatb 6onee 500 mnpa.
pybnei), TO B AsHBape Mbl BHOBb YBMAWM PE3KUH BCMNECK MHDNALMH.

“ KPEOWUTHBIE PEUTUHIA

» POCCHA. Standard & Poor's noBbicMNo OLUEHKY pucka nepeBoja M
KOHBepTaLWK BasioTbl A/  POCCUMCKUX HecyBepeHHbIX 3aeMlumkoB fo «BBB+» c
«BBB» B cBSi3W C noBbiweHWeM cyBepeHHOro pucka Poccuu. PeWTuHr nokasbiaert
YypOBEHb PHCKA TOrO, UTO POCCHMMCKOE MNpPaBUTENbCTBO MM LleHTpanbHbid HaHk
orpaHuyat [AOCTyn 3aeMLMKOB K WHOCTPAHHOM Baniote, Heobxoaumoh pAns
MOraleHUs UX 3a[0MXKEHHOCTH.

» BHELUTOPIBAHK. Standard & Poor's noebicuno peituHru BHewtoproaHka:

- PENTUHT 3MUTeHTa 06A3aTeNbCcTB B MHOCTpaHHOMW BanoTe - 1o «BBB» ¢ «BBB-»;

- KPaTKOCPOUHbIM PEUTUHT - 0o «A-2» c «A-3».
MporHos uameHeHUst PEUTUHIOB - CTABUJIbHbIN.
» BHELWSKOHOMBAHK. Standard &
BHeluakoHoMbaHKa:

- PENTHHr 3MUTEHTa 06A3aTeNbCTB B MHOCTPaHHOM BasioTe - o «BBB» ¢ «BBB-»;

- KPaTKOCPOUHbIM PEUTUHT - 0o «A-2» ¢ «A-3».

MporHo3 uameHeHUst PEUTUHIOB - CTABUIbHbIN.

» BYJIKAH. Standard & Poor's npuceouno komnaHuu Ritzio Entertainment
Group, Bnageloulel ceTbio  MrpoBbix Kaybos  «BynkaH», [OArocpouHbii
KOPMNOPAaTHBHbIA  KPEeAWTHbIM PEMTUHI WU NPUOPUTETHbIN HeobecneueHHbId AO0ArOBOM
PENTUHr Ha YypoBHe «B», a Takxe peWTUHr «ruA-» no HauuvoHanbHoW wWwkane PO.
MporHo3 uameHeHUst pelTUHra - cTabubHbIN.

Takke B naTHULY areHTcTBo Moody's Investors Service npuceonno KopnopaTWBHbIM
peruTuHr «B2» komnanuu Ritzio  Entertainment Group. [lporHoz u3meHeHus
perTUHra — cTabunbHblM. [ONrOCPOYHbIM PENTHHr MO  HaLMOHAaNbHOM LiKane
NPUCBOEH Ha YypoBHe «A3.ru».

Poor's MOBbICHIO PENTUHIM
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.' KANEHOAPb COBbITUN HA 0ONTOBOM PbIHKE

Kypc py6ns
21 0| cCErOAOHA
29.0 3331 20 pek 05 Ynnara HOC
289 3361 26 ek 05 BbixoaHoit aeHb B CLUA. (PoxgecTso)
288 ‘ 339 26 nek 05 Ynnata akuM3oB, Harnora Ha J0BbI4Y NOMe3HbIX UCKONaeMbIX
28.7 I 342 | 28 pek05 Ynnata Hanora Ha npubbisb
28.6 345| 314w 07 OuepenHoe 3aceaanue kommceun FOMC. PaccmoTpeHme Bonpoca 06 M3MEHEHUM Y4ETHOM CTaBKM.
285 34.8
28.4 ‘ 35.1
«| | KANEHOAPL MEPBUYHOIO PBIHKA
28.2 - 35.7
I
28.1 . 36.0 [Jlata OMUTEHT, cepus Bbinycka O6bem, MaH.  Cpok obpalierns
moH.05 won.05 aer.05 ceH.05 okT.05 HOA.05 nek.05
Aonnap/py6nb eBpo/pybnb CEFO,E[HF{
20 nek 05 AsTonpubop, 01 500 3rogal 1,5
122 AuvHamika BamOTHBIX PLIHKOB 115 20 pek 05 Mapuiickuin HIM3 - ®uHaHc, 01 800 3rogal 1,5
120 20 pek 05 MsicHas kopnopauus Eepocepauc, 01 1500 2 ropal rog
7 20 pek 05 'pynna Huron, 01 1000 3 ropal rog
18
1.19 20 nek 05 HM3 um. Kysbmuna, 01 1200 4 ropal 1,5
e 121 20 pek 05 Hosocubupckas obnactb, 34013 2500 4 ropa
14 20 ek 05 OnvHLoBCKMIA p-H MO, 31001 200 104
12 123 90 aek 05 MaTepouka-tpuHaHc, 02 3000 5net
110 125 | 20 pex 05 TepHa - ®uHaHc, 01 500 3 ropal rog
108 197 21 nek 05 Bumm-Bunnbs-Aann, 02 3000 5net
106 21 pek 05 MockoBckoe 0bnacTHoe unoTeyHoe areHTcTso, 01 1500 5net
o4 1291 22 ek 05 HwxHe-Nexckoe-NHBecr, 02 550 3,5ropal 1,5
wion-05 wmon-05 aer-05 cen-05 okT-05 Hos-05  pex-05 22 pek 05 Moco6nras-thunaHc, 01 1000 3roga
JPY/USD USD/EUR (wkana cnpasa) 25 Aek 05 WK SneMTS, 02 600 4 roga
HedTb
70.0
M cTATUCTVIKA CLUA
Mocn.  Oxwupaemoe [MMpownoe  daktnyeckoe
64.0 [ata MokasaTenb
nepvoa 3HauyeHWe  3HaueHue 3HayeHne
61.0 1 pex 05 Waeke lenosoit aktueHocT (ISM manufacturing) Hos1.05 58.50 59.10 58.10
58.0 2 1K 05 CraTucTika pbiHka Tpyaa - Yncno HoBbix pabounx Mect 40805 210 56 000 215
550 (Non-farm payrolls)

' 13 pex 05 Retail sales, uckntouas asTomobunu, m-t-m Ho51.05 0.20% 0.80% -0.30%
520 14 5ek05  Toproeblit 6anaHc (canbao, MApa. fonn. ) ok.05 -63.00 -66.00 -68.89
49.0 14 pex 05 /IMROpTHbIE LieHbI Ho51.05 -0.50% 0.30% -1.70%
460 15 nek 05 WHcbnsiums - NHpexe notpebutenbckux ueH (CPI) HO51.05 -0.40% 0.20% -0.60%

nion-05 Mwn-ggENTaBr-% cer05  okr-05 E;f;fg Aex-05 15 16K 05 Wrdnaums, 6es yyeTa LieH Ha 3HeproHocuTenu u 40805 0.20% 0.20% 0.20%

A npogoBonbcTaue (core CPI) ' o o o
. 15 pek 05 MHOeKe NpoMbILLNEHHOTO MPOM3BOACTCTBA Ho$.05 0.50% 1.30% 0.70%
0N1I0TO
530 i
15 ek 05 AC:s; nBwxeHus kanutana (Capital Net Flow), mnpg. okT.05 800 10170 106.80
510 CErogH4
20 pek 05 WHnsums B npombiuneHHom cextope (PPI) Ho51.05 -0.50% 0.70%
490
20 1ex 05 WHpnaums - Core PPl (ouniLeHHas OT BNIMSHUA LieH Ha 105,05 0.20% 0.30%
470 NPOAOBOMNLCTBUE W 3HEPTETHKY)
21 pek 05 ®uHanbHas oueHka BBI (GDP-final) 3 k8.05 4.30% 4.30%
450 21 pek 05 Mpn6binu kopnopauuit (revised) 3kB.05
22 nek 05 VHpeke noTpebutensckux pacxonos (PCE) Hos.05 0.10%
430
23 nek 05 Cratuctuka npogax Hobix omoB (New Home sales) H08.05
410

nmioH-05 wuon-05  asr-05 ceH-05  okT-05 Hoa-05  pek-05
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Kpueasi doxodHocmu cybghedeparnibHbiX U MyHUyUnanbHbix obnusayul

875 .
5 |
61 , 03
g Bonrorpan, 01 ° ‘@HoBocubupck, |
8.50 g |
g |
= Benropop.o6n., 04 o |
8.25 |
©@Bonrorpaa.obn. 35001 ! @leHpa.06n., 03
Camap.o6n., 01 H 6.061. 02 @Bonrorpaa.o6n., 01 @FkyTus, 06 ! !
8.00 4 @ Teep.obn, 02 ;Bzc;n .00211. ° ° ®Yha, 04 JleHrpa.o6n., 02 |
Hosocw6.06n. o p.‘ N KocTpom.o6n., 04 @YyBawus, 04 ° :
@ Xabap.kp. 02 @BopoHex.o6n. 02 |
7754 Y203 @ @ ‘Guauumo03g ®Humxerop.o6n.02 .06m, 04~ Komm,06 e
Tomck.06n., 02 Hp.o6n., 03@ }h(yma, 05 |
WpkyT.o6n., O BawkopTocTaH, 04 |
750 4 KasaHb, 01 @ ° TOMC'&1 BopoHex.o6n. 01 |
Hosocu6upck, 02 Tomck.06n.,03 @ @ lexy‘.oﬁn, 31001 |
Kanyx.o6n., 01@ Axytus, 03
2o WpkyT.06n., 02 @ ®51HAO, 01 :
29 1 @KpacHopap.kp. 01
KpacHosipck, 02 Y .MDCKBa 36 : @Kowmu, 07
7004 KpacHospkp.02 @ @Camap.o6n.02 L e
Moc.o6n., 04._.Moc.06n., 05 ‘ 0d3 26198..
MAO, 0
6754 — — — — - eMA0.02 L @ — — 200346002 — — — — Se5ac01a ~ @Mocksa 39
6.50 1 skyrus, 04 [ d @03 25057
Moc.06n., 03
625 — g T e i
|
0Od3 46001 |
|
6.00 4 Mocksa 31 @ @ Vocy i
003 27020 |
5.75 00327025 @ @ |
Bonrorpap.o6n. |
° @03 45001 ‘
|
5.50 1 Mocksa 27 |
&3 27019 : Mon.aopaumst
5.25 T T T T T T T T T T T
0 0.5 1 1.5 2 25 3 35 4 4.5 5 55 6
HemouHuku: REUTERS, pacyemsi barHka Mockebi
Kpuebie doxodHocmell kopnopamueHbix obnuzayull
T To U u xumu 7} TenekoMmyHuUKayuu
120 1 T 1.0 1 T T
& | g @OTK, 01 | |
Ms4 8- - - o e e g ’
1 | |
5 @5onra 0 | 0548 — — —— — - — -~~~ [E e
o4 & M3 Cotos, 01 ! & ! !
D) ‘Ceeiq:;:?::cm’o? ‘ @10TK, 02 | \
1054+ - —— — — — — — — — — — @®HogpucKee, 01 10.0 4 ®10TK, 03 | |
YamypTHN, 01 @ ! | |
10.0 4 NeHakepro, 01 | | |
ALBK, 02 @ [ @HIK UTEPA 95 — —— ———————— — — — Fe——— == e e
|
9.5 | ! ‘TaTTeneKOl‘fl, 03
‘ @Llent. Tenerpath 01
90 | roTaK 801 ‘ ‘
) ! | |
| @CAHOC 02 | | LleHTpTenekom 04 @
581 A 01 KHX-03 | 851 | | YPCW 04
KYTCKIHPT, & |
o @raraHepro, 01 @HKHX, 04 ! ! CubupsTenekom, 05
8.0 4 @®  @balkupaHepro, 02 g C3 Tenexém, 020 @ I @ YPCW 05
CAHOC 01 | 8.0 CunbupsTenekom 03 e | ® gMeracor, 03
15l @ Foporo6yx, 01 | 9CK EIC, 02 1 Cubnpetenerom, 04 o o ekom, 03 @ '
59 | hd YPCY 03 @Meradon |
K6ww.AaT, 01 @HOBATSK, 01 ®CK E3C, 01 ° raanpon_n AB _‘_ - - .I'aanpom A4 Nanbceasb dﬂ
700 paHcHedTenpoayKT ’ ® a7 [Ch i o - o .
TatHedTb 03 P - ‘ ° °
6.5 1 L4 @ ~ “rasnpom A5 @lykoiin 02 MeracpoH duH, 01 : : °
Tasnpom A3 Kpvsas RoxoamocTn Mocksbi 7.0 4 @ MITC, 05
(] @B mnenkom 01 ! f
6.0 4 | Bonratenekom | |
|
55 | . | 657 — ‘L ****** J‘ ***** “Kpsan 71 Mocie -
| Mog. piopauusi | | Mog. aopausl
5.0 T T . } T T T 6.0 . ! ! - .
0.0 05 1.0 15 2.0 25 30 35 4.0 0.0 05 10 15 20 25 30

© BAHK MOCKBbI
AHanutTuvyeckun otgen
7 (095) 105-8000, BH. 4233

UemouHuku: REUTERS, pacyemsi baHka Mockebi

OB30P AONIOBbIX PbIHKOB

WWW.MMBANK.RU

I A T T



KPUBbIE JOXOLHOCTEWN abpa 200

Memannypausi u 20pHO-pPyOHbIl cekmop M: emp u my pm
1.0 : : : : 125 = ° \
& I I I | 5 Uer Naitn, 02 ‘
s § | | | | 12.0 g [ ] ° :
0 T i T - T - [ T - g AsnaK. Camapa, 01
g i @XI™ duHarc, 01 | i | 1518 T P I
10.0 = | @UHMPOM, 02 | ! ! 1120 Pyc.ABTOBYCbI L4 :
X : : : : 01 [ ] {0T3ip, 01 @MUT-Gunakc, 01 |
|
95 | : : : : 10.5 4 MpowmTpakTop, 01 ’Canm, o1 |
cyak 0z  @Tynauepuer 02 | | | 10.0 ®  JB301 !
| ° | | | KpMOI’eHMaLI.I‘,OZ @ T-T3L, 03 ‘
04 MHMPOM, 01 X |
o0 HCMMS3, 010 oM. 0 | oHTns, o1 | | g.gTpaneuaL, 01 &P Smanc, 01 !
IT-T3, O ' @CTpoittpancras, 01
! ! | ! ®CarypH MHsect
85 | | oMK @TMK, 02 | @OMK, 01 | 9.0 4 :
w3, 01
| ®mesEnon | | | o5 | i d | @AMA3-dutaric, 02
: @ABTOBa3, 02 |
JI OCrMEYENOF — — — — — — — — — — — — — Lo [FE NI
80 | MESES, 01 | | @PycAndmH, 03 | 8ol ~ e _@AeTOBAZO3 e
. ®Pycan duH 02 | | @FycAn®uH, 03 | HMo CATYPH, 01 ‘
75| |MonumeTann, 01 | | | 75| !
i @Cesepcrans | | | ’ : P 03
| | | Y | [ J °
7014 | | | | TOf — P;K,Eoiz;iiil *************** -
: : : : 6s @Baronvau, 01 | Kpusasi foxopHOCTH MocKeb
6.5 1 | | | | !
! ! ! 6.0 4 OKAMA3-Ourianc @
[ [ Md. aropaums OM3 04 Moga. AropaLiys
60 : : : : : : : : 1 ‘ 1 55 —e ; ; : : ;
0.0 0.3 0.5 0.8 1.0 13 15 18 2.0 2.3 2.5 2.8 3.0 0.0 0.5 1.0 15 2.0 25 3.0 3.5
Muuwy (i u agponp 7 P Po3Huy4Hasi mopzoens
14.0 13.0
® =
8 OAMK Oro, 01 i
13.0 4 § MABA, 01 2 @MapTa-®uHaHc, 01
g ° 1204 §
& @Pasynsii-duHanc, 01 S
12.0 4 ‘r‘;);r;:jnc:ﬁc-ﬂeiip 01
d 11.0 4 @Espocerts, 01
11.0 4 my‘l’pMHBeCT, 01
antumop-Hesa
Pyc.l'lpo,qy’KT, 04 é P 10.0 4 @MUP duHarc
BanTtumop-Hesa, 02 .
100 [ @KpacHbiit Boctok, 01
1 @aprac-M, 01
. 9.0 4
Dxen-Ocb-Cun, 02 @ @VHBecTnpoexT, 01 @Matepouka, 01
9.0 4 ‘I'IepexpecToK, 01
MukosiHoBCKMiA @0varoso, 02 8.0 4
8.0 50K0. 01 ’I’IVIT, 02 ‘<0|'|el7ﬂ<a TA, 01
’ @bantuka, 01 °
Y 7.0 4
7Ot — - g m
Bumm-bunne-[anH
60 6.0 1 Kpusast AoxoaHOCTH MocKBb
1 CAH UHTep6bpto
b ° KpuBasi 4oxoAHOCTH Mockeb! Mon. awopauus Mop. aropauus
50 ‘ ‘ L ‘ ‘ 5.0 ‘ ‘ : ‘ ‘ ‘ ‘
0.0 0.5 1.0 15 20 25 3.0 0.0 0.5 1.0 1.5 20 25 3.0 3.5 4.0
Cmp 7l P 13.0 QPuHaHco8hkIl cekmop
- T T T T
15.0 " ; 1 | | I I
5 @lOCKK, 01 : 91 @YEPWP, 01 | [ !
5
14.0 1 % ® ickuTumuemenT, 01 12.0 4 : : : :
Eg[ | 15 @Macrep-bank, 02 | | |
| R e it e e i
| Toko-Bakk, 02 ‘ : : :
13.0 q TNleHCneuCMY, 01 | 11.0 4 @AGconioT FaHK, 01 | | @TK ®uHanc, 01 |
! | | | |
’I'IVI:\AOS . | 10.5 4 ‘Anb(bammuaﬁc, 02 | | |
12.0 [ ] vpake [ pynn | Cubakagem, 01 | | | |
Cwb. uemeHT., 03 | 10.0 | | | |
|
rpynna ICP, 01 @VHTEKO 01 95 | ‘ ‘ ‘ ‘
104 g ‘ ! ! ! !
| | |
@ MnaemoccTpoit, 01 | 9.0 - 5'(5 Ea‘hx, 02 | | |
! | | | |
MWA, 02 4 PycC 04
10.0 q L4 | 85 Ve Tau‘napr | @PvHaHc NHT Ui, 02 |
: oA, 01 8.0 1 PchTaHnagT 02 ®PycCraHpapt 03 | |
s ! | | | |
9.0 1 | | | PocGank, 01/@ gy couin Cranpapr 05 |
75 o ©
! i @BaHk 3enuT, 01 | | |
| | | MMB, 01 |
! 701 ° | | | |
804 ————— -~ -~ -~ 1 BHewwTtoprbank 04 | | | |
6.5 4
| AVDKK @AVDKK, 02 AVKK, 04 ! ! ! !
704 - — — — — — — — — — — 4 T e e 6.01 | | | hd
| 55 | | | puBas AoxoaHoCTH Mockes!
oo : KpuBas A0X0AHOCTM Mocks! Mog. aopaus 5'0 BHeLunz)rGaHK 03 : I ° ® : Mog. aopauys
0.0 0.5 1.0 1.5 20 25 3.0 35 4.0 45 5.0 0.0 0.3 0.5 0.8 1.0 13 15 1.8 20

UcmouHuku: REUTERS, pacyemsi baHka Mockeb!
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KPUBbIE JOXOOHOCTEW

Kpueasi doxodHocmu pocculickux eepoobnuzayuli

8.00 T T T T
| | ‘Ce§echanb 14 |
| | | |
MpomcessbbaHk, 06 | |
7754 - - T @vmm-Bunne-flans Tatapcanor e e e e -
| | PocGank 09 g Cucrema 11 !
| | ° | |
° [ [ Anbda-baHk 08 b [ [
° | | | |
L oo g _ Meragon09 emrci2 R R
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% : : Espasxonaurr 09 'BbanenKoM 11 : :
o ocbark 07
151 & : : o Cucrema 08 : :
1= Homocor @ Beimnenkom 10 @ oVITC 10 | |
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MOM qG [} " VBT Hukoiin 07 | |
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7.00 | | | |
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| | | |
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hnbcha-Bakk 06 | I Cmmmmm T I
| | | .- |
6.5 | | Le==T |
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6001 — OTHK07- @ Cubredrs (9 — g Cepbank 15 — — — — — — — — — — — — — e e e L
! ! Anpoca 08 _ - ! !
! ! P @ asnpom 09 @®BTEM !
| | . I |
i i B ® 87508 | |
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so5] @~ | ______ L _____
| | | |
| | | |
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Ucemouruku: REUTERS
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PbIHOK PYBJIEBbIX OBNUTALIUIA 19 pekabpsa 2005 r.

OMUTEHTbI OBBLEMbI MOrALUEHUE/ BbIKYT1 LEHA U3MEHEHUE,%  [OXOQHOCTb,%  [OIOPALNA

Mockea31@ @

0®3 27020
5.75 |

M?_EOF;% M?_zbzyﬁ KynoH,%  MMorawexune OdpepTa nfr;iheizﬂ Mokynka lMpopaxa AeHb Hepens mecaL HKO Tekywas Knoraw. Kodepte [Oiop.net. Moa. aop
Umoau mopzaoe 2ocydapcmeeHHbIMU 061u2ayusimMu
OBP 0.0 - - 15.12.05 - -1 0.00 0.00 { 0.00 0.00 0.00 - - -
OBP 02 0.0 - - 23.06.09 15.03.06 1285 {9890 99.04: 012 0.10 0.36 - - 028 417 i 0.24 0.23
OBP 03 266.7 - - 22.09.09 15.06.06 1376 i 97.51 97.75} -223 0.07 0.33 - - 061 470 i 0.50 0.47
O®3 25057 36.3 33773: 7.40 20.01.10 - 1496 :103.75 103.90: 0.00 0.07 0.58 : 10.34 7.13 6.49 - 3.55 3.33
0?3 25058 576.7 31866: 6.30 30.04.08 - 866 :100.50 100.56: 0.07 0.06 0.00 : 759 6.27 6.21 - 2.21 2.08
O®3 26198 0.0 42117 : 6.00 02.11.12 - 2513 : 9550 9565: 0.00 0.11 094 : 690 6.30 6.88 - 5.77 5.40
o®3 27019 0.0 8800 :10.00 18.07.07 - 579 :106.13 107.00{ 0.00 0.00 0.00 : 40.82 9.35 5.40 - 1.45 1.38
Oo®3 27020 0.0 8800 (10.00 08.08.07 - 600 0.00 107.84: 0.00 0.00 -0.47:35.07 937 575 - 1.51 1.43
O®3 27022 0.0 21296: 8.00 15.02.06 - 61 0.00 100.88: 0.00 -0.16 -0.02: 658 7.92 1.98 - 0.17 0.16
03 27026 0.0 16000: 7.50 11.03.09 - 1181 :1101.85 102.23: 0.00 -0.34 -041: 041 737 ©6.41 - 2.92 2.74
0O®3 45001 0.0 28356:10.00 15.11.06 - 334 £102.91 103.30{ 0.00 -0.24 053 i 411 972 563 - 0.65 0.61
03 45002 0.0 5520 :10.00 02.08.06 - 229 0.00 0.00 { 0.00 -056 0.00:11.10 9.71 5.16 - 0.60 0.57
O®3 46001 14.8  60000:10.00 10.09.08 - 999 (107.61 107.67: 0.00 -0.23 -0.15: 0.55 9.29 6.00 - 1.83 1.73
003 46002 65.0 62000:10.00 08.08.12 - 2427 :110.57 111.00: -0.03 -0.14 0.70 { 33.15 9.04 6.71 - 4.61 4.32
O®3 46003 452 37298 :10.00 14.07.10 - 1671 :112.76 0.00 : 0.04 0.28 -0.22: 40.82 8.86 6.47 - 3.37 3.16
O3 46005 18.2  20000: 0.00 09.01.19 - 4772 : 4340 4365: 032 116 535 0.00 0.00 6.93 - 1236  11.56
O®3 46014 0.0 58290:10.00 29.08.18 - 4639 (109.30 109.59: 0.00 -0.09 0.64 (2548 9.13 6.84 - 5.83 5.45
03 46017 24448 29354: 9.00 03.08.16 - 3883 :105.82 105.97 0.14 0.09 057 : 740 850 6.89 - 7.04 6.59
0®3 46018 958.7 17940 9.50 24.11.21 - 5822 :110.80 110.85; 0.18 -0.36  -0.09 i} 0.52 8.57 6.88 - 8.89 8.31
Bcezo 3467.6 538776
Uemounuku: REUTERS, pac4yemsbi baHka Mockeb!
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OVMUTEHTbI OB BbEMbI IMOrALUEHUE/ BbIKYT1 LIEHA U3MEHEHUE,%  [OXOAOHOCTb,%  [OIOPALNA

O6opot O6bem,

[OHeit po

M. pyB.  MIH. py6. KynoH,%  TMorawexve Odbepta norawenys Mokynka  Mpopaxa AeHb Hepens mecsL HKO Tekywass Knoraw. Kodeprte [iop.net. Mog. aop
Wmoau mop20e8 MyHuuyunaJibHbiMu o6.nueauu;mu
Boneoepad, 01 0.00 400 :10.20 17.07.08 - 944 0.00 103.50: 0.00 -0.11 0.19 : 1593 9.89 8.54 - 2.28 2.10
KasaHb, 01 0.00 750 :10.50 21.07.06 - 217 :101.53 101.90; 0.00 -0.25 -0.03: 16.11 10.31 7.52 - 0.58 0.54
KasaHb, 02 0.05 1000 :10.00 11.04.07 - 481 102.80 102.86: 0.15 -0.15 0.00 : 17.583 9.72 7.92 - 1.23 1.14
KpacHospck, 02 0.00 630 :12.50 27.10.06 - 315 :104.41 104.65: 0.00 -0.27 -0.52:17.47 1195 7.14 - 0.82 0.76
KpacHosipck, 05 0.00 1000 { 6.19 18.10.08 - 1037 {99.85 99.89: 0.00 -0.20 -0.02: 10.01 6.20 7.65 - 2.60 2.4
Hosocubupck, 02 0.00 1500 {12.00 07.12.06 - 356 :104.05 104.39: 0.18 -042 -019: 3.29 1150 7.49 - 0.93 0.87
Hosocubupck, 03 0.00 1000 i 4.95 14.07.09 - 1306 {111.35 111.70: 0.00 -0.22 0.00 { 21.43 4.43 8.61 - 297 2.73
Tomck, 01 2.79 300 {13.00 22.11.07 - 706 0.00 106.30i 0.71 6.29 028 ! 548 1224 7.56 - 1.30 1.21
Yepa, 03 0.00 400 :10.03 18.07.06 - 214 :101.31 101.67: 0.00 0.05 -0.14: 4121 989 7.75 - 0.56 0.52
Yepa, 04 2.31 500 :10.03 03.06.08 - 900 :104.80 104.88: 0.10 -029 0.15 : 275 956 7.98 - 2.25 2.08
Umoau mopzoe cybghedepanbHbIMU 0b1U2ayusIMu
Bbawkopmocmat, 04 0.00 500 : 8.02 13.09.07 - 636 0.00 0.00 : 0.00 0.00 -0.15:20.21 7.94 7.52 - 1.63 1.52
Benzopodckas obn., 04 1.87 320 :14.50 29.04.08 - 865 :111.50 113.00: -0.53 -0.13 -0.35: 19.07 12.95 8.36 - 2.08 1.92
Bbenzopodckas o0bn., 03 0.00 300 (19.00 20.12.05 - 4 0.00 0.00 { 0.00 0.00 -2.72:4529 1898 9.44 - 0.01 0.01
Bonzozpadckas obn. 0.00 400 $11.99 14.05.06 - 149 0.00 0.00 { 0.00 -0.24 024 122 1170 5.62 - 0.40 0.38
Bonzozpadckas 06r1., 01 10.19 600 {13.00 11.06.09 - 1273 {108.00 108.50i -0.23 -0.68 0.14 : 0.36 11.98 8.04 - 2.25 2.09
Bonzozpadckas obn. 35001 i 0.00 700 :13.00 17.06.10 - 1644 £109.10 109.50: -0.09 -0.23 -0.09i 72.66 11.88 8.11 - 2.45 2.27
Boporexckas o6n. 01 0.01 600 {13.00 15.12.07 - 729 :110.20 110.60{ 0.09 0.00 -8.02: 0.71 1175 7.45 - 1.80 1.68
Boponexckas obn. 02 0.54 500 :13.00 18.06.09 - 1280 :114.00 114.80: -0.13 048 0.09 : 036 11.35 7.81 - 2.98 2.76
Upkymckas obn., 01 0.00 700 (11.00 22.07.07 - 583 :102.95 103.15{ 0.00 -0.10 -0.19: 3143 10.68 7.63 - 1.01 0.94
Upkymckas o6r., 02 0.00 750 :10.00 07.09.06 - 265 :101.70 101.99 -0.44 -023: 164 980 7.35 - 0.71 0.66
Upkymckas obn. 31001 0.00 1500 (10.00 17.12.09 - 1462 0.00 000 : 0.00 029 000 :2548 957 743 - 2.01 1.87
Kanyxckas obn., 01 0.00 300 :11.46 24.12.07 - 738 0.00 104.50: 0.00 0.00 3.80 {54.95 10.99 7.37 - 1.79 1.67
Komu, 05 0.07 500 (15.00 24.12.07 - 738 :110.65 112.21f -5.39 -0.22 0.00 i 34.11 14.03 10.10 - 1.75 1.59
Komu, 06 0.00 700 :14.00 14.10.10 - 1763 {117.40 119.00{ 0.00 -0.34 -0.83:24.16 11.76 7.83 - 3.74 3.47
Komu, 07 0.12 1000 (12.00 22.11.13 - 2898 £108.10 109.75: 3.86 0.00 0.09 { 7.56 10.53 7.16 - 5.47 5.11
Kocmpomckas obn., 04 4.19 800 :13.00 11.03.08 - 816 :107.75 108.00: 1.27 0.00 -0.28: 1.07 12.04 7.99 - 2.00 1.85
KpacHospckuti kpat, 02 0.47 1500 :10.95 26.10.06 - 314 £103.22 103.50{ 0.14 0.10 -0.38: 16.20 10.59 7.02 - 0.82 0.77
KpacHodapckuti kpati, 01 0.00 605 :10.50 15.05.07 - 515 :103.90 104.15: 0.00 -0.43 0.10 { 892 10.10 7.24 - 1.34 1.25
JleHuHepadckas 06r., 02 0.01 800 :14.01 08.12.10 - 1818 :124.50 126.15: 0.40 040 037 : 038 11.16 7.90 - 3.89 3.61
JleHuHepadckas obn. 03 0.01 1300 (13.50 05.12.14 - 3276 0.00 138.50: 0.00 -0.39 1.17 {67.32 10.55 8.11 - 5.71 5.28
Mockosckas 06n., 03 64.41 1000 (11.00 19.08.07 - 611 £106.75 107.45: 0.05 138 0.37 {3556 10.26 6.49 - 1.53 1.44
Mockosckas o6bn., 05 31.50 12000:10.00 30.03.10 - 1565 {109.71 109.80: -0.08 0.09 0.64 { 1500 9.11 6.87 - 2.96 277
Mockosckas 06n., 04 6.04 9600 (11.00 21.04.09 - 1222 1112.86 113.10i 0.09 005 040 {1567 9.75 6.87 - 2.84 2.66
Huxezaopodckas obn. 01 1.45 1000 :11.80 01.11.06 - 320 :102.25 103.95: -2.30 0.67 -0.56 : 14.22 1157 9.72 - 0.84 0.76
Huxezopodckas 0bn. 02 0.11 2500 :10.49 02.11.08 - 1052 :(105.00 105.30: -0.14 -0.07 -0.14 {1236 9.99 7.78 - 1.98 1.84
Hosocubupckas obn. 9.08 1500 :13.50 27.07.06 - 223 :103.37 103.49: 0.00 -0.09 -0.15: 17.38 13.04 7.81 - 0.59 0.55
Hosocubupckas 0651. 02 13.98 2000 :13.30 29.11.07 - 713 £109.85 110.00f -0.31 -0.32 0.00 : 547 1210 7.99 - 1.75 1.63
Camapckas o6n., 01 11.53 2370 :12.00 04.07.06 - 200 £102.40 102.65: -0.38 049 -0.82:24.00 11.73 7.97 - 0.53 0.49
Camapckas obn., 02 2.00 2000 ( 6.82 09.09.10 - 1728 § 99.70 100.10{ 0.15 0.00 000 i 0.19 6.82 7.01 - 4.08 3.82
Teepckas 06r1., 02 0.96 1000 (16.90 23.11.06 - 342 :108.15 108.45: 0.00 -0.71 -9.67 { 10.19 15.61 7.91 - 0.88 0.82
Tomckas 0671., 02 1.80 500 {12.00 27.07.06 - 223 1101.05 0.00 { 0.00 024 -0.84:46.36 11.75 7.72 - 0.58 0.54
Tomckas 06i1., 03 0.02 600 :11.00 13.10.07 - 666 :105.10 105.55: 530 -5.03 -0.09: 19.29 10.45 7.43 - 1.68 1.56
Xabaposckutll kpati, 02 0.51 700 :11.00 05.10.06 - 293 :102.18 102.40: -0.17 -0.06 -0.53 { 21.70 10.77 7.77 - 0.76 0.71
XMAO, 02 0.01 5000 :12.00 27.05.08 - 893 :11190 0.00 : 0.00 0.00 0.63 ;: 6.58 10.72 6.76 - 2.20 2.06
Yysawus, 03 2.1 500 : 9.50 13.04.07 - 483 0.00 103.00: -0.29 0.29 -196:16.92 927 7.71 - 1.24 1.15
Yysawus, 04 0.00 750 :12.33 27.03.09 - 1197 £112.62 113.10: 0.00 -0.09 -0.53:27.36 10.91 7.90 - 2.76 2.56
SAkymus, 03 0.00 800 (12.00 17.06.08 - 914 0.00 000 : 0.00 -167 -0.23:28.60 10.82 7.40 - 2.16 2.01
SAxkymus, 04 0.00 1000 (13.00 16.03.06 - 90 100.70 101.80: 0.00 -0.15 -0.68: 0.36 12.80 6.41 - 0.25 0.23
SAkymus, 05 1.60 2000 i 9.00 21.04.07 - 491 1101.60 101.90: -0.10 0.10 0.05 { 1405 8.86 7.58 - 1.27 1.18
SAkymus, 06 0.00 2000 :10.00 13.05.10 - 1609 (107.25 107.50: 0.00 042 -0.14: 795 934 8.05 - 3.21 297
5AHAO, 01 1.23 1800 : 11.00 03.08.08 - 961 {107.00 107.25; -0.05 -0.37 0.47 : 40.08 10.26 7.31 - 2.29 2.14
Spocnasckas obn., 02 34.76 1000 :13.28 03.07.07 - 564 :107.60 107.65: -0.09 0.05 0.14 { 26.56 12.34 7.89 - 1.40 1.29
Spocnasckas o06n., 03 0.17 1000 :12.00 17.11.06 - 336 :103.90 104.15: -0.27 0.34 034 : 6.67 1155 7.66 - 0.89 0.83
Mocksa 32 2.1 4000 (10.00 25.05.06 - 160 $101.95 102.10f -0.56 -2.24 -050i 575 979 522 - 0.43 0.41
Mocksa 37 0.00 3900 {10.00 23.09.06 - 281 103.75 104.05: 0.00 1.08 -0.85%23.01 9.64 5.10 - 0.73 0.70
Mockea 27 0.00 4000 (15.00 20.12.06 - 369 0.00 0.00 { 0.00 -0.72 0.49 { 3575 13.70 5.38 - 0.93 0.88
Mockea 42 0.00 3000 :10.00 13.08.07 - 605 :106.00 0.00 : 0.00 037 045 : 9.04 928 5.16 - 1.54 1.46
Mockea 31 0.00 5000 :10.00 20.05.07 - 520 :106.14 106.40: 0.00 0.05 034 ;1123 940 6.00 - 1.52 1.43
Mockea 40 0.00 4000 :10.00 26.10.07 - 679 :107.00 0.00 : 0.00 0.23 0.19 {23.29 924 5.19 - 1.61 1.53
Mockea 43 0.00 5000 :10.00 17.05.08 - 883 :109.05 109.43: 029 -127 -0.09: 7.95 9.14 592 - 2.18 2.05
Mockea 29 1.62 5000 {10.00 05.06.08 - 902 :109.00 109.30: -0.41 0.01 -0.22 { 3.01 9.17 6.1 - 2.25 213
Mockea 36 0.00 4000 (10.00 16.12.08 - 1096 0.00 0.00 { 0.00 -3.27 0.05 ¢ 50.14 9.27 7.18 - 2.56 2.39
Mocksa 41 11.57 5000 (10.00 30.07.10 - 1687 £110.10 110.30:{ 0.18 0.00 -0.36 i 38.08 9.07 6.72 - 3.74 3.51
Mocksa 38 20.12 5000 :{10.00 26.12.10 - 1836 :113.50 114.15{ -0.13 -0.18 0.01 { 4740 8.76 6.75 - 3.98 3.73
Mocksa 39 13.45 5000 :10.00 21.07.14 - 3139 :112.00 112.25: 0.27 0.04 1.00 : 40.55 891 6.76 - 6.04 5.66
Bcezo 249.59 123895
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PbIHOK PYBJIEBbIX OBNUTALIUIA 19 pekabpsa 2005 r.

OMUTEHTbI OBBEMbI MOrALLIEHNE/ BbIKYTT LEHA W3MEHEHUE,% [JOXOQHOCTb,% [OOPALUA
“:?_zoz‘;s MS:;epN;/’G. KynoH,%  Morawenune Odpepra ngrzeje‘:zﬂ Mokynka  lMpopaxa AeHb Hegens mecsL, HKO Tekywas Knoraw. Kodepte [iop.net. Mog. aop

Umoau mopzaoe KopnopamueHbIMU ob61u2ayussMu
Hegpmb u 2a3

IASTIPOM A4 0.46 5000 { 8.22 10.02.10 - 1517 1104.41 104.58: 0.10 0.06 063 {2725 7.86 7.05 - 3.53 3.30
A31POM A5 0.11 5000 ; 7.58 09.10.07 - 662 :101.10 101.90: -0.13 -0.28 0.30 : 13.71 7.48 6.85 - 1.71 1.60
rA3IPOM A6 0.00 5000 i 7.22 06.08.09 - 1329 {100.10 100.15f -0.17 0.09 0.49 { 2512 7.21 7.30 - 3.19 2.97
HIK UTEPA 0.00 2000 : 9.75 07.12.07 721 :100.00 100.20: 0.00 0.05 -0.30: 240 9.74 9.92 1.84 1.67

Jyxodn 02 0.00 6000 i 7.15 17.11.09 20.11.07 1432 {101.22 101.37{ 0.00 010 -001i 470 706 - 655 183 172
HOBATOK, 01 000 1000 i 9.40 30.11.06 - 349 {000 101.85! 020 000 044 38 923 755 - | 093 087
Tamrecpms 03 0.00 1500 {12.00 01.07.06 - 197 $102.80 103.00; 0.00 _0.00 -0.68 i 5523 1166 654 - : 051 048
Xumusi u Hegpmexumus

AMmenuIurnpom, 07 0.00 600 :19.00 23.12.05 - 7 1100.10 100.18] -0.09 012 -05991.10 1898 1262 -  0.02 002
ALIBK-Wrgecm, 02 000 500 ;11.80 20.05.08 21.11.06 886 :100.95 102.00; 0.10 049 -029: 7.76 1156 - 975: 089  0.81
Lopozobyx, 01 000 900 i 990 11.06.08 13.1206 908 i 0.00 102.00{ 0.00 001 000i 054 971 - 792 097 090
Kyli6biwesazom, 01 501 600 : 0.00 15.06.06 - 181 1100.05 100.20} -0.03 0.01 -0.39} 000 000 -030 - { 050 050
HUKOCXMM, 01 034 750 114.00 14.12.06 - 363 :100.50 10065 0.05 -0.15 -0.48: 0.38 1391 1372 - { 096 0.85
HKHX-03 116 2000 { 8.00 01.09.07 624 99.00 99.35:-075 000 000 329 806 9.13 092 084

HKHX, 04 8.45 1500 { 9.99 26.03.12 02.04.09 2292 :105.60 105.95: -0.23 0.00 -0.05: 20.25 9.46 8.15 i 2.85 2.63

Haguc Kocmemukc, 01 0.00 400 :10.50 22.04.07 - 492 100.05 100.40: 0.00 0.00 0.10 { 16.11 10.48 10.58 - 1.27 1.15
CAHOC 01 6.22 300 :14.00 13.02.06 - 59 1101.10 101.25{ 0.15 -049 -0.49 i 4756 13.83 5.91 - 0.16  0.15
CAHOC 02 1.78 3000 {10.00 10.11.09 13.11.07 1425 :104.76 104.85: 0.09 -0.24 -0.38: 8.49 9.54 8.69 - 3.32 3.05
YomypmHIT, 01 1.00 1500 ¢ 9.50 01.09.08 01.12.06 990 99.21 99.60 : 0.25 0.00 -0.70 i 28.11 9.54 - 10.26 i 0.91 0.82
J/IeKmpo3Hep2emukKa

bawkupaHepeo, 02 0.00 500 9.50 22.02.07 - 433 100.45 101.50: 0.00 0.05 0.35 § 2941 9.35 8.20 - 1.12 1.04
JleHaHepzo, 01 25.19 3000 (10.25 19.04.07 - 489 100.26 100.65: -0.10 -0.35 -0.25: 16.01 10.18 9.94 - 1.27 1.15
Ceepdnosanepeo, 01 0.00 500 :11.50 01.03.07 - 440 § 0.00 000 : 0.00 0.0 0.15 3340 1143 1117 1117} 113  1.01
Tamarepzo, 01 0.00 1500 : 9.65 13.03.08 - 818 1102.70 10320 0.00 0.00 0.00 i 24.32 939 8.44 - 203 187
@®CK ESC, 01 0.00 5000 i 8.80 18.12.07 - 732 0.00 0.00 0.00 -0.20 -0.05: 4292 849 6.97 - 1.81 1.69
@®CK E3C, 02 0.00 7000 : 8.25 22.06.10 - 1649 :103.45 103.55: -0.05 -0.07 0.05 : 38.65 7.98 7.50 - 3.74 3.47
SIkymckarepzo, 01 0.00 400 :14.00 31.08.06 - 258 i 0.00 103.50: 0.00 _0.00 _-0.57 i 40.66 13.53 _8.92 - 0.68 __ 0.62
Cesisb

Bonzamernexkom 578 1000 13.00 21.02.06 N 67 1101.00 101.10; -0.05 -352 -045: 8.90 12.86 6.87 N 0.18 017
Beoimnestkom 01 0.06 3000 : 9.90 16.05.06 - 151 110119 10422} 0.02 000 -0.34; 841 978 688 - 041 039
Hanbcesss 01 0.00 1000 {13.00 15.11.06 - 334 103.55 105.26: 0.00 -0.09 -1.13: 1068 1239 748 - 0.89 0.82
MITC 04 0.13 1000 { 10.00 22.04.09 26.04.06 1223 :101.05 101.59: 0.97 -097 0.25 i 13.97 9.80 - 4.31 0.36 0.34
MITC, 05 0.00 1500 : 8.30 250510 29.0507 1621 : 0.00 0.00 : 0.00 0.00 0.00 i 3.87 8.14 - 694 139 130
MezagpoH @unac 01 0.10 1500 : 11.50 07.06.06 - 173 101.12 102.00; -0.05 0.00 -063: 2.84 1127 7.01 - 0.47 0.44
MezacgpoH 3.06 1500 i 9.28 11.04.07 - 481 101.25 102.30¢ -0.08 -0.29 0.49 : 16.53 9.09 7.70 - 1.25 1.16
MezacpoH, 03 15.45 3000 i 9.25 15.04.08 851 103.00 103.20: 0.10 -0.15 0.24 : 1495 8.98 7.96 2.12 1.97

PTK-TIM3UHI, 04 0.00 2250 { 9.69 08.04.08 13.04.06 39546 : 100.45 100.85: 0.00 -0.16 0.02 i 14.89 9.62 - 73731 032  0.19
Cubupbmenexom 03 0.88 1530 {14.50 14.07.06 - 210 $103.71 104.00; -0.14 -0.34 -0.38 i 61.18 13.98 7.92 - 054  0.50
Cubupbmenexom, 04 0.11 2000 {12.50 05.07.07 - 566 :106.40 107.00i 0.19 -0.33 037 {5548 1174 8.11 - 139 1.28
Cubupbmenexom, 05 1.02 3000 { 9.20 25.04.08 - 861 1102.10 102.30i -0.05 -0.34 -0.05i 12.35 9.00 8.29 - 215  1.99
C3 Tenekom, 02 0.00 1500 i 7.50 03.10.07 - 656 i 99.65 100.00i -0.14 0.00 -0.50: 1479 7.54 812 - 127 117
C3 Tenekom, 03 0.00 3000 { 925 24.02.11 28.02.08 1896 :102.50 103.00i 0.05 -0.07 -0.05: 3.80 8.98 - 801 { 201 186
CMAPTC, 02 065 500 i10.00 26.06.07 26.06.06 557 :99.61 99.89: -001 079 0.76 : 47.40 10.01 - 1550: 050 043
CMAPTC, 03 452 1000 {14.10 29.09.09 03.10.06 1383 : 99.65 100.49i 060 0.15 0.06 { 2820 1403 - 1379 076  0.67
Tammenexom, 03 519 600 i11.75 06.05.07 - 506 :103.00 104.70} -0.38 0.00 -043i 1127 1134 926 - 129  1.18
YPCU 03 7.30 3000 {14.25 18.07.06 - 214 1103.53 103.65: -0.09 -0.18 -0.62: 5856 13.75 7.88 - 055  0.51
YPCU 04 262 3000 { 9.99 01.11.07 - 685 1103.40 104.10i -0.10 0.00 051 { 11.77 966 8.15 - 174 161
YPCU 05 0.00 2000 { 919 17.04.08 - 853 :101.25 102.90i 0.00 -0.78 0.39 { 1435 898 8.24 - 213 197
Llenmpmenexom 03 17.53 2000 :12.35 15.09.06 - 273 1103.00 103.20; 0.05 -0.12 -0.33i30.79 11.98 8.12 - 072 067
Lienmpmenexom 04 34.02 5623 :13.80 21.08.09 - 1344 1116.17 116.30i 0.07 0.06 0.34 i 4537 1187 8.74 - 295 271
LlenmpanbHeill Tenezpag 05 0.00 500 i16.00 22.08.06 - 249 1102.01 104.74i 0.00 0.00 -1.50i 1052 1528 9.12 - 065 0.60
1OTK, 01 0.00 1500 :14.24 14.09.06 - 272 1102.66 103.39: 0.00 -0.29 0.10 i 3589 13.88 10.78 - 071  0.64
OTK, 02 1456 1500 :12.00 07.02.07 08.02.06 418 i100.21 100.50i -0.08 -0.10 -0.42 i 4208 1197 - 1013 015 0.13
OTK, 03 17.51 3500 {12.30 10.10.09  13.04.06 1394 {100.57 100.64: -0.05 -0.08 -0.32 { 23.59 12.23 - 9.95 { 0.32  0.29
Lobblearouwjasi NPoMbIWITIEHHOCMb

TMonumemanin, 07 177 750 :17.00 21.03.06 - 95 :102.10 102.30: 0.10 -1.09 -11.32: 40.52 16.62 7.68 - 026 024
CY3K, 02 0.00 1000 {11.00 15.02.07 16.02.06 426 :100.30 100.60: 0.00 0.17 -0.35: 874 1097 - 913 { 017  0.16
Xatinernd Mond ®uHarc, 01 i 0.01 750 i12.00 02.04.08 09.10.06 838 {101.20 101.55: 0.05 -0.39 0.54 i 2367 11.82 -  10.37i 0.77__ 0.70
Memannypeus

VIATIPOM, 07 2.82 500 11250 20.04.07 21.04.06 490 :101.00 101.10; 0.02 -0.06 -0.50: 19.18 12.36 - 9.04 { 035 0.32
WHIPOM, 02 506 1000 {12.00 15.07.10 26.07.06 1672 :100.60 101.20 0.35 -0.08 -0.08: 4866 1186 -  10.13i 058  0.53
Mauphreecm, 01 135 500 :12.30 03.04.07 - 473 1100.40 100.60: -0.08 -0.74 -019i 2460 1225 1250 - 119  1.06
HCMMS3, 01 0.84 1000 {1210 19.05.08 22.05.06 885 :101.30 101.59: 0.00 0.08 0.25: 829 11.94 - 8.89 i 043  0.40
OMK, 01 9.26 3000 { 920 12.06.08 - 909 1101.90 102.00i -0.15 -0.05 -044: 202 9.03 851 - 228 210
Pycan @u+ 02 0.00 5000 : 8.00 20.05.07 - 520 $100.26 100.59: 0.20 -0.20 -0.10i 570 7.96 7.76 - 137 127
PycAn®uH, 03 049 6000 i 7.20 21.09.08 - 1010 { 98.85 9929 -0.39 0.15 -050: 16.96 7.28 7.78 - 252 233
Ce0600Heiii cokon, 02 1.01 600 :13.55 22.11.07 27.05.06 706 :101.00 101.39i -0.30 -020 040 i 817 1342 - 1145i 044 040
Cr MEYE/I, 01 4.04 2000 {1069 22.11.07 30.05.06 706 :100.90 101.10i 0.20 -0.20 -0.29: 6.44 1057 - 798 i 045 042
Cesepcmarib 0.00 3000 i 8.10 28.06.07 - 559 :101.20 0.00 i 0.00 0.00 020 {3750 8.00 7.39 - 142 132
TO MEYETT 01 0.10 3000 {11.75 12.06.09 16.06.06 1274 :101.50 102.00: -0.19 -0.10 -0.24 i 5859 1155 - 835 i 047 044
TMK 17.46 2000 {10.30 20.10.06 - 308 i101.45 101.72i 020 -0.16 -0.10{ 16.08 10.14 8.44 - 082 0.76
TMK, 02 0.00 3000 {11.09 24.03.09 30.03.07 1194 :102.30 102.50: 0.00 -0.68 0.19 i 24.31 10.84 - 855 i 121 1.1
Tynavepmem 02 252 1000 {11.00 02.12.07 02.06.06 716 : 0.00 100.80: 0.01 -0.59 0.00 i 422 1092 - 937 i 046 042
YMK 01 121 1000 i 7.00 31.01.06 - 46 19959 100.00i -4.52 -2.93 0.00 i 26.08 7.37 4782 - 0.13  0.09
4Tri3, 01 0.00 3000 i 9.50 16.06.10 25.04.08 1643 : 0.00 _0.00 i 0.00 -0.20 -0.18 i 46.07 9.36 - 899 ! 2.07  1.90
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PbIHOK PYBJIEBbIX OBNUTALIUIA 19 pekabpsa 2005 r.

OMUTEHTbI OB BLEMbI MOrALLEHUE/ BbIKYIT LEHA U3MEHEHUE, % HAOXOQHOCTb,% AOPALNA
x_ﬁozirs MS:/:epA;’G. KynoH,%  MoraweHnune Odpepra no'ur';ilﬂaﬂ Mokynka  Mpopaxa AeHb Hegens mecal HKO Tekywas Knoraw. Kocepte [wop.net. Moa. alop
MawuHocmpoeHue
Asmosas, 02 0.15 3000 { 9.20 13.08.08 14.02.07 971 101.10 101.20i 0.00 -0.11 0.30 { 30.50 9.10 - 8.34 1.10 1.02
Asmosas, 03 6.63 5000 { 9.70 22.06.10 27.06.06 40351 {100.73 100.85{ 0.18 -0.19 -0.48 : 4544 9.62 - 812 i 0.51 0.47
Bazonmauw, 01 0.12 300 :13.50 19.06.08 22.06.06 916 :103.00 103.50: 0.05 -0.32 -2.17 : 65.10 13.04 - 6.58 i 0.48 0.45
BKM-®uraHc, 01 1.51 1000 ( 10.25 04.06.08 06.12.06 901 {100.60 101.05f -0.54 -0.05 0.10 { 2,53 10.15 - 9.41 0.95 0.87
'T-T3L 3SHepeo 02 0.00 1500 :12.50 22.06.06 - 188 0.00 0.00 : 0.00 -0.03 -0.18: 60.27 12.30 9.45 - 0.49 0.44
I'T-TOL SHepeo 03 0.00 1500 :12.04 18.04.08 23.10.06 854 :101.77 101.94: 0.09 -0.41 -0.49: 1847 11.81 - 9.81 0.82 0.75
WxAemo, 01 2354 1200 :10.70 14.03.07 - 453 9785 98.20: 0.10 -0.57 -0.40: 27.26 10.90 12.65 - 1.17 1.03
Wxmaw, 02 0.00 1000 {13.55 17.06.08 19.12.06 914 0.00 000 : 0.00 -0.20 -0.10: 66.08 13.28 - 11.72: 0.92 0.82
KAMA3-®uHaHc 0.00 1200 { 6.00 11.11.06 - 330 0.00 0.00 { 0.00 0.00 0.00: 575 599 590 - 0.89 0.84
KAMAS3-®uHaHc, 02 0.00 3000 i 845 17.09.10 19.09.08 1736 { 99.40 99.85: 0.00 0.25 -0.15 1945 8.44 - 858 i 248 2.28
KpuozeHmauw, 02 0.00 500 :10.40 08.07.08 11.07.06 935 :100.50 100.90: -0.40 0.00 0.70 : 44.73 10.35 - 9.67 i 0.54 0.49
JIOMO, 02 1.48 700 :14.20 11.07.06 - 207 :101.00 101.14: 0.05 -0.10 0.30 { 61.08 14.05 12.46 - 0.53 0.48
Mul-®uHaHc, 01 0.12 1000 :10.50 03.06.09 06.06.07 1265 : 99.30 99.84 : 063 -0.72 -0.48: 259 10.52 - 10.89: 1.40 1.26
OM3 04 0.00 900 :14.25 26.02.09 31.08.06 1168 :104.66 105.50: 0.00 0.39 -0.09: 41.38 13.44 - 554 : 0.68 0.64
lpommpakmop, 01 15.06 1500 :10.70 03.07.08 07.07.06 930 :100.38 100.70: -0.03 -0.25 -0.05: 47.49 10.66 - 10.13{ 0.53 0.48
Pycckue Aemobycbi 2.33 500 (14.00 22.05.06 - 157 :101.20 101.70; -0.35 0.33 -0.22 10.36 13.83 10.97 - 0.43 0.39
Canom-3Hepaus, 01 0.00 3000 {14.00 25.12.07 26.12.06 739 0.00 0.00 { 0.00 -0.12 -0.30: 65.59 13.99 - 1043 0.94 0.85
CamypH Nneecm 0.00 500 {15.00 05.08.06 - 232 0.00 104.25: 0.00 360 -0.24: 5466 14.48 9.19 - 0.60 0.55
HIO CATYPH, 01 0.00 1500 :11.50 23.03.08 28.03.06 39530 :100.67 101.00: 0.00 -0.25 -0.57 { 26.78 11.39 - 8.06 i 0.28 0.26
Cesepcmarb-asmo 0.00 1500 :11.25 21.01.10 25.01.07 1497 0.00 000 : 0.00 000 -043: 4346 1091 - 843 ¢ 1.03 0.95
COK-Asmokomr., 01 0.00 1100 :12.32 24.04.08 27.10.06 860 98.20 98.80: 0.00 -0.80 0.03 : 16.88 12.51 - 14.68 i 0.83 0.73
CmpotlimpaHxcaas, 01 2.03 3000 ; 9.60 25.06.08 - 922 :101.28 101.50: 0.10 0.44 -0.39: 4471 948 9.22 - 2.21 2.02
TB3, 01 0.00 750 :14.60 10.10.06 - 298 :103.65 103.87: 0.00 -0.29 -0.95: 26.80 14.08 9.96 - 0.78 0.71
TpaHcmauwixonduHe, 01 5.09 1500 {14.00 01.12.07 05.06.06 715 £102.02 102.20f -0.09 -0.10 -0.18 i 575 13.74 - 9.70 i 0.47 0.43
YpanseazoH3ago0, 01 5.89 2000 :13.36_ 30.09.08 03.10.06 1019 {103.00 103.14: -0.24 -0.01 _-0.68 i 26.72 12.97 - 9.54 | 0.77 0.70
lMuweeasi NPOMbIUIIEHHOCMb
AlK Oro, o1 3.29 1100 :15.50 22.04.07 28.04.06 492 £100.70 100.80: 0.02 -0.01 -0.09 i 20.21 15.38 - 1348 0.36 0.32
Banmumop-Hesa 0.09 500 : 1.00 05.09.06 - 263 {90.01 9361 121 053 0.01 0.36 1.07 10.72 - 0.72 0.65
Banmumop-Hesa, 03 0.00 800 :11.65 15.05.08 23.11.06 881 :101.00 101.50:{ 0.00 -0.15 0.19 { 9.26 11.50 - 10.16 ¢ 0.91 0.82
Bumm-bunne-[anH 3.84 1500 :11.24 11.04.06 - 116 :100.76 101.40: 0.30 0.10 -0.93: 20.32 11.10 6.92 - 0.32 0.30
Ipynna OCT, 02 2.60 1000 (13.60 08.05.08 22.05.06 874 1100.10 100.70: 0.27 -0.20 1.25 i 13.41 13.55 - 12.08{ 0.43 0.38
[xel-O¢p-Cu, 02 1.23 1200 (13.00 04.12.07 05.12.06 718 1103.55 103.80: 0.02 -0.50 0.12 3.56 12.56 - 9.31 0.94 0.86
WHsecmnpoekm, 01 0.74 1000 :10.80 16.05.07 - 516 :102.30 103.45: -0.58 -0.78 -049: 8.88 10.56 9.22 - 1.34 1.23
MukosiHosckuli 0.00 1000 {13.50 18.09.06 - 276 :100.41 104.49: 0.00 -0.53 -0.33: 3292 1298 8.07 - 0.73 0.67
Hympunsecmxonduwxe, 01 0.55 1200 :12.00 09.06.09 13.06.06 1271 :100.16 100.60: 0.15 0.00 -0.35: 0.99 11.93 - 11.28: 0.48 0.43
TABA, 01 0.00 350 1291 15.06.08 16.06.06 912 0.00 100.28: 0.00 0.10 -0.30: 0.35 12.87 - 12.78 ¢ 0.49 0.44
lMapHac-M, 01 11.18 500 {12.75 15.03.06 - 89 100.65 100.75¢ -0.10 0.07 0.10 { 0.70 12.66 9.80 - 0.24 0.22
lpatimepu oH, 01 0.00 750 :12.50 10.11.06 - 329 {96.12 100.50{ 0.00 0.00 -0.10: 11.99 12.63 14.40 - 0.86 0.75
Pasaynati-Lienmp 01 1.32 1000 :14.00 05.06.06 - 171 101.00 101.20: 0.00 -0.05 -0.59: 4.60 13.87 11.78 - 0.47 0.42
Pasynai-®uHaHc, 01 0.00 3000 :11.50 02.10.08 05.04.07 1021 { 99.20 99.90: 0.00 -0.50 0.00 : 22.37 11.59 - 1252 1.22 1.09
Pycckuti [Mpodykm, 04 0.13 440 :13.95 15.05.07 16.05.06 515 1101.20 101.64: -0.14 -0.25 -0.10: 11.85 13.74 - 10.57 0.41 0.37
SOKO, 01 0.00 1000 : 8.00 05.09.06  14.03.06 263 99.86 100.50: 0.00 0.35 -0.65: 22.14 7.99 - 1091: 0.24 0.22
llueoeapeHue
Banmuka, 01 0.00 1000 : 8.75 20.11.07 - 704 0.00 0.00 : 0.00 0.74 -096: 4267 854 7.52 - 1.81 1.68
KpacHbiti Bocmok-MHeecm 0.00 1500 (11.50 25.02.07 - 436 £101.70 102.05: 0.00 -0.20 -0.73 35.60 11.31 10.17 - 1.1 1.01
Ouakoso, 02 0.00 1500 : 8.50 19.09.08 - 1008 : 99.40 99.90: 0.00 -0.35 -0.10: 19.56 8.47 8.47 - 2.10 1.94
TNT-NHeecmmermce 01 0.34 1000 : 12.00 28.09.06 - 286 :102.00 103.00: 0.99 -0.19 0.00 : 25.64 11.71 8.78 - 0.76 0.69
TMNT-NHeecmmernmc 02 0.52 1500 :14.25 23.03.09 29.09.06 1193 :104.31 104.57: -0.12 0.02 -0.19: 31.62 13.63 - 8.06 i 0.75 0.70
CAH Wumep6pro 0.00 2500 :13.00 15.08.06 - 242 £103.65 103.82: -0.34 -0.31 -0.85: 54.14 12.54 5.56 - 0.47 0.45
Po3HUYHbLIU CEKMO,
Espocems, 01 249 1000 (16.33 25.04.06 - 130 i101.61 101.74; 0.16 -0.39 -0.56 23.26 16.05 11.00 - 0.36 0.32
Konetika T4, 01 0.00 1200 { 9.75 17.06.08 19.12.06 914 0.00 000 : 000 0.00 -0.05: 2324 953 - 757 1 0.95 0.88
Mapma-®uHaHc, 01 117 700 :14.84 22.05.08 - 888 :105.80 106.20: 0.38 047 -0.89: 894 13.99 12.22 - 212 1.89
MUWP ®uHaHc 67.88 1000 : 9.89 27.12.07 27.12.06 741 99.92 100.05: 0.05 -0.20 -0.60 : 19.24 9.89 - 10.06 : 0.99 0.90
lMamepoyka @uHaHc, 01 0.00 1500 :11.45 12.05.10 - 1608 :109.75 110.35; 9.47 0.03 1.27 { 941 1038 8.76 - 3.60 3.31
[Nepekpecmok, 01 20.30 1500 : 8.81 08.07.08 11.07.06 935 £100.25 100.32: 0.10 -0.37 -0.20 : 37.90 8.79 - 8.50 i 0.55 0.50
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PbIHOK PYBJIEBbIX OBNUTALIUIA 19 pekabpsa 2005 r.

OMUTEHTbI OB BbEMbI MOrALLIEHUE/ BbIKYI LEHA U3MEHEHUE, % HAOXOOHOCTb,% HAOPALINA
316“0[;(;[6 MS:/:epA;’G. KynoH,%  MoraweHnune OdbepTa nonrzil.lzeiaﬂ Mokynka  Mpopaxa AeHb Hepens mecs, HKO Tekywas Knoraw. Kocepte [wop.net. Moa. alop
Cmpoumenbcmeo u unomekKa
AMKK 0.00 1070 { 11.00 01.12.08 - 1081 (110.10 110.20i 0.00 -0.54 0.05 i 4521 9.99 7.28 - 2.62 2.44
AMXKK, 02 10.13 1500 :11.00 01.02.10 - 1508 :113.05 113.75: -0.53 -0.92 058 : 4129 9.78 7.58 - 3.35 3.12
AMKK, 03 0.00 2250 { 940 15.10.10 - 1764 :107.55 108.05: 0.00 0.00 -1.23% 1597 870 7.05 - 3.08 2.88
AWKK, 04 0.00 900 : 8.70 01.02.12 - 2238 :108.50 109.25:! 0.00 0.00 227 { 10.73 8.02 7.18 - 4.83 4.51
nasmoccmpoti, 01 0.02 2000 :13.00 27.05.07 27.05.06 527 :100.85 101.20: 1.71 -0.11 -0.05: 7.48 1285 - 10.58 ¢ 0.44 0.39
WHTEKO 01 0.00 1200 :10.95 15.02.07 - 426 95.00 99.95: 0.00 0.00 0.00 : 36.00 10.95 11.22 - 1.09 0.98
Uckumumuemenm, 01 1.09 200 :16.80 24.12.06 25.12.05 373 :103.30 103.75: -0.01 -0.34 -1.13: 39.12 16.29 14.19 - 0.93 0.81
Tpynna JICP, 01 0.08 1000 {14.00 20.03.08 23.03.06 825 1100.50 100.70: 0.25 -0.35 0.30 { 32.60 13.90 - 10.93¢ 0.27 0.24
MUA, 01 0.21 2200 {10.00 20.09.12 - 2470 £101.51 103.00( -068 -0.29 0.19 { 9.59 971 9.33 - 3.07 2.81
MUA, 02 0.00 1000 { 9.50 09.08.08 06.02.07 967 99.65 100.70: 0.00 -0.45 0.07 { 9.89 9.52 - 10.09{ 1.09 0.99
Mupakc pynn 0.00 1000 :13.50 19.08.08 22.08.06 977 :101.10 101.25: 0.00 0.14 0.20 4253 13.36 - 1213 0.65 0.58
TK, 05 12.25 1120 :13.00 20.05.08 23.05.06 886 :100.27 100.50: -0.18 -0.20 0.33 : 8.55 12.94 - 12.31§ 0.43 0.38
LIYH JlenCrieyCMY, 01 3.62 1000 { 15.50 22.04.10 27.04.06 1588 :100.52 100.90; 0.28 -0.69 -0.49 i 21.23 15.36 - 12.66 0.36 0.32
Cub. yemerm., 03 2.50 800 (1250 12.06.08 15.06.06 909 :100.10 100.20: 0.15 -0.25 0.10 i 0.34 1248 - 12.07 i 0.50 0.44
CYy-155 0.00 1500 {14.00 30.03.07 30.03.06 469 99.01 0.00 { 0.00 -0.35 -0.10{ 30.30 14.03 - 1553 0.28 0.24
FOCKK, 01 2.22 600 :14.00 01.07.08 04.07.06 39630 :{ 99.60 100.00: 0.11 -0.50 -0.49 { 62.90 14.00 - 14.45: 0.52 0.45
TpaHcriopm
AsuaK. Camapa, 01 16.60 350 :15.00 08.03.07 - 447 :102.70 103.20: 0.00 -0.19 -0.29: 40.68 14.56 11.78 - 1.13 1.01
Uem JlaliH XaHdnuHe, 02 0.59 3000 :11.59 22.05.08 23.11.06 888 99.76 9990: 010 014 -1.77: 6.99 11.60 - 12.03: 0.91 0.81
MMK-TpaHc, 01 4.52 650 :11.50 10.07.08 11.01.07 39639 : 100.57 100.70: -0.15 -0.20 -0.25: 48.84 11.44 - 11.27 0.99 0.89
P>, 03 4.13 4000 { 8.33 02.12.09 - 1447 :104.55 104.85{ 0.19 -060 0.77 { 205 796 7.07 - 3.46 3.23
PX4, 02 10.20 4000 : 7.75 05.12.07 - 719 £102.00 102.20{ 0.00 0.00 059 : 1.91 760 6.76 - 1.86 1.74
TpaHcHegmenpodykm 0.00 1000 : 8.90 10.05.06 - 145 £100.70 0.00 { 0.00 0.00 -0.50: 9.02 884 7.03 - 0.40 0.37
FOT3ip, 01 1.15 1000 : 10.65 22.11.06 - 341 99.10 100.35: 0.00 -0.20 0.10 : 6.42 10.63 10.68 - 0.91 0.83
PuHaHCO8bIU CEeKMop
A6conrom bank, 01 0.40 1000 :11.50 21.04.06 - 126 99.90 100.25: 0.70 0.19 0.25 : 17.64 11.47 11.00 - 0.34 0.30
AK Bapc, 01 0.00 500 : 8.80 05.04.06 - 110 $100.53 100.55{ 0.00 0.00 1.00 { 17.36 8.68 4.03 - 0.30 0.29
Anbgha®uHarc, 01 0.00 1000 i 0.00 08.06.07 - 539 0.00 0.00 i 0.00 - - 0.00 0.00 0.00 - 1.48 1.48
Anbgpa®uHaHc, 02 0.00 2000 i 8.50 31.03.10 05.04.06 1566 0.00 0.00 ¢ 0.00 - - 16.77 8.55 - 10.38 i 0.30 0.27
Bank 3eHum, 01 9.02 1000 { 8.50 24.03.07 24.03.06 463 £100.05 100.25: 0.10 -0.15 -0.35% 19.79 8.48 - 740 i 0.27 0.25
Brewmopabark 03 0.00 2000 :14.00 22.02.06 - 68 101.30 102.00: 0.00 0.07 -1.46: 78.63 13.78 5.09 - 0.19 0.18
Brewmopzbark 04 0.01 5000 { 560 19.03.09 24.03.06 1189 { 99.65 99.90: -0.05 0.00 -0.05: 13.04 5.62 - 6.95 i 0.27 0.25
Ba+k Kedp, 01 0.00 450 :11.00 05.10.07 13.10.06 658 98.60 100.00: -0.40 0.90 0.00 i 21.10 11.16 - 13.17: 0.78 0.69
Jloko-baHk, 02 0.00 500 :12.75 22.04.08 15.01.06 858 0.00 0.00 { 0.00 -0.25 -0.15% 21.66 12.74 - 11.28 { 0.08 0.07
Macmep-baHk, 02 0.49 1000 {12.75 23.05.08 02.06.06 889 {100.35 100.55: -0.15 0.05 -0.40: 7.34 12.71 - 11.71% 0.46 0.41
MMB, 01 3.04 1000 : 8.30 13.02.07 - 424 :101.00 0.00 : 0.00 000 0.18 : 27.74 822 7.51 - 1.10 1.03
Pocbank, 01 0.00 3000 : 9.25 15.02.09 14.02.07 1157 :101.75 102.05: 0.00 -0.01 0.13 : 31.42 9.09 - 7.73 1.10 1.02
Pycckuti CmaHdapm 02 5.14 1000 :14.04 14.06.06 - 180 (102.75 103.25: -0.24 029 -0.24: 0.77 13.66 8.23 - 0.49 0.46
Pycckuti Cmandapm 03 0.00 2000 i 8.40 22.08.07 23.08.06 614 :100.10 100.75: 0.00 -0.30 -0.10i 26.24 8.38 - 8.15 i 0.66 0.61
Pycckuti Cmardapm 04 4.01 3000 { 8.99 03.03.08 02.03.06 808 {100.11 100.60: -0.19 -0.25 -0.20: 26.35 8.98 - 824 ¢ 0.21 0.19
Pycckuti Cma+Hdapm 05 0.00 5000 { 7.60 09.09.10 15.03.07 1728 : 99.70 100.25: 0.00 0.00 0.00 { 19.16 7.59 - 7.60 1.19 1.1
Cubakadem, 01 8.82 470 :10.59 05.04.07 06.04.06 475 :100.15 100.23: -0.11 -0.08 0.35 : 20.60 10.57 - 10.45: 0.30 0.27
Bark Cnypm, 01 0.00 500 {9.25 15.11.07 16.11.06 699 :100.00 100.55: 0.00 0.00 035 735 9.25 - 9.57 { 0.88 0.81
TK ®uHaHc, 01 0.00 1000 :10.75 18.09.08 22.03.07 1007 0.00 0.00 : 0.00 0.00 0.00 : 25.08 10.75 - 11.01: 1.19 1.07
YBPuP, 01 0.00 500 (12.50 05.07.06 - 201 0.00 100.35{ 0.00 0.00 -0.15% 55.82 12.47 12.34 - 0.52 0.46
@uHaHc MIHm WHs, 02 0.00 2500 { 8.33 12.09.07 13.09.06 635 0.00 000 { 0.00 000 0.10: 2122 832 - 833 i 0.72 0.67
XKB Bank, 01 0.00 1500 { 1.00 16.10.07 18.04.06 669 0.00 0.00 : 0.00 0.00 0.00 1.62 1.00 - 1.00 i 0.34 0.33
XKbB baHk, 02 415 3000 : 850 11.05.10 16.05.06 1607 : 99.75 99.85: 097 -0.05 -025: 7.22 8.51 - 8.81 0.41 0.38
XKb baHk, 03 0.00 3000 i 8.25 16.09.10 22.03.07 1735 0.00 0.00 { 0.00 -0.10 -0.25: 19.21 8.30 - 9.05 i 1.19 1.09
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POCCUUCKWE EBPOOBNUIALIUK 19 pexabpa 2005 r.

OMUTEHTbI OBBLEM  [MOrALIEHUE LEHA U3MEHEHUE,% [OXOQHOCTb,% PEUTUHI  [IOPALMNSA

Heit Ao Cnpag k
O6bem, MnH.  KynoH,% Morawexve A A Mokynka Mpopaxa [eHb Hegeno mecsL K norawwu. Tekywas PoA

noraweHus benchmark S&P Moody's Fitch  [iop. net. Moa. aop

CyeepeHHbIe egpoobriuzauyuu

Poccus 07 $ 2400 10 26.06.07 554 : 107.06 107.38: -0.06 035 070 508 934 73 [ BBB Baa2 BBB! 138 135
Poccusi 10 $ 2718 825 31.03.10 1563 106.94 107.31 0.00 0.06 -0.17 4.92 7.71 57 BBB Baa2 BBB: 2.08 2.03
Poccus 18 $ 3466 11 24.07.18 4600 146.56 147.81 0.21 0.26 -0.68 5.75 7.51 130 BBB Baa2 BBB: 7.84 7.63
Poccus 30 $19526 5  31.03.30 8868 : 11163 11225: 000 0.17 056 567 448 123 : BBB Baa2 BBB! 807  7.85
Poccus 28 $ 2500 12.75 24.06.28 8223 180.94 182.25 0.28 0.56 0.69 6.09 7.05 144 BBB Baa2 BBB: 10.62 10.31
O6nuzauuu MuHgpuHa PP

MINFIN 6 $ 1750 3 14.05.06 146 101.75 103.50 0.00 0.56 0.13 -1.50 2.95 0 BBB Baa2 BBB: 1.98 1.90
MINFIN 8 $ 1322 3 14.11.07 695 96.13 96.25 0.00 -0.19 -0.71 9.48 3.12 0 BBB Baa2 BBB: 2.78 2.58
MINFIN 5 $2837 3 140508 877 i 9425 9425} 000 000 270 556  3.18 0 {BBB Baa2 BBB: 376 357
MINFIN 7 $ 1750 3 14.05.11 1972 88.50 89.25 0.14 0.14 1.72 5.45 3.39 0 BBB Baa2 BBB: 6.20 5.85
O6nuzauuu Aries

ARIES 01 €2000 5.527 25.10.07 675 105.20 10540 : -0.22 -0.23 0.08 2.95 5.25 39 BB+ Ba2 0.00 2.63
ARIES 02 €1000 7.75 25.10.09 1406 114.77 115.14 0.09 -0.10 -0.11 3.56 6.75 63 BB+ Ba2 0.00i 3.46 3.34
ARIES 03 $ 2436 96 251014 3232 : 12857 129.00i 053 051 048 548 747 104 : BB+ Ba2 0.00i 643 626
MyHuyunanbHble egpoobauzauyuu

Mockea 06 €400 1095 280406 130 [ 10250 10200: -002 -0.10 -068 343 1068 91 :BBB- Baa2 BBB! 035 035
Mocksa 11 €374 6.45 12.10.11 2123 112.06 112.56 0.36 0.35 0.40 4.07 5.76 95 BBB- Baa2 BBB: 5.02 4.83
TamapcmaH 15 $ 250 7.7 03.08.15 3514 99.86 _ 100.36 0.25 0.01 0.04 7.73 7.71 337 B Bal BB 6.27 6.04

KopriopamueHbie eepoobiuzayuu

Eepa3xonduHe 06 $ 150 8875 2509.06 280 : 101.94 102.14: 010 014 012 619  8.71 191 B+ B1 BB-: 0.74 0.72
Pocrepms 06 $ 150 12.75 20.11.06 336 : 106.30 106.50: -0.01 -0.19 000 555 1199 125 i B+ Baa2 BB+ 0.88 0.86
AMTEN 07 $ 175 925 30.06.07 558 100.63 101.25i 0.00 012 -049 880 9.19 442 1.40 1.34
Cubregpms 07 $ 400 115 13.0207 421 {10575 10700 000 -0.02 -029 619 1087 188  BB- Ba3U 1.07 1.04
rA3IPOM 07 $ 500 9125 25.04.07 492 10436 10450i 001 -0.02 -022 569 874 134 | BB Baa2 BB+i 1.28 1.24
THK 07 $ 700 11 06.11.07 687 10875 109.00: 0.05 0.01 -035 598 1011 162 Ba2 1.73 1.68
MTC 08 $ 400 975 30.01.08 772 i106.03 106.58i 007 -0.09 023 663 920 227 | BB- 1.90 1.84
Cucmema 08 $ 350 10.25 14.04.08 847 10626 107.00: 0.12 004 027 725 965 290 B B3 B+ 209 2.02
Anpoca 08 $ 500 8125 06.0508 869 10470 105.00i -003 -0.06 -020 597 776 160 B 2.19 2.13
Bumm-Bunnb-flamH $ 150 85 21.0508 884 10160 102.10i 0.06  0.11 037 776 837 339 i B+ B3 2.22 2.14
MMK 08 $ 300 8 21.10.08 1037 i 102.64 10290 044 0.14 136 695 7.79 260 i BB- BB-i 2.56 2.48
Cubregpms 09 $ 500 10.75 15.01.09 1123 {11310 11350i -077 -070 039 6.00 9.50 165 | BB- Ba3U 2.61 253
Cesepcmarnb 09 $ 325 8625 240209 1163 103.12 103.78: -0.31 -048 035 750 836 315 : B+ B2 B+: 278 2.68
Beimresikom 09 $ 450 10 16.06.09 1275 i 109.37 109.69: 027 -010 180 693 914 258 : BB B 3.05 2.94
EepasxonduHe 09 $ 300 10.88 03.08.09 1323 11072 111.22i -019 -018 118 744 982 308 : B+ B1 BB-i 3.01 2.90
HOPHWKETb, 09 $ 500 7.125 30.09.09 1381 i 101.37 102.13i -0.08 -0.19 438 670 7.03 235 i BB+ Ba2 3.33 3.22
A3IIPOM 09 $ 700 105 21.10.09 1402 i 11569 116.09i -012 -0.08 -044 587  9.08 152 i BB Baa2 BB+ 3.25 3.16
MezaghoH 09 $ 375 8 101209 1452 i 101.88 10237: 049 045 070 744 785 309 : B+ BB-i 3.47 3.35
Beimrnesikom 10 $ 300 8 11.0210 1515 {10278 103.13: 0.10 032 148 721 778 285 i BB B 3.51 3.39
FA3IIPOM 10 €1000 7.8 27.0910 1743 {11492 11537 010 015 -041 427  6.79 123 | BB Baa2 BB+i 4.14 3.98
MTC 10 $ 400 8375 14.10.10 1760 i 10463 105.05: 020 035  0.41 719 800 284 } BB- 4.03 3.90
Beimnenkom 11 $ 300 8375 22.10.11 2133 10445 105.18: 0.00 0.00 000 742 802 307 : BB B 4.69 453
Cucmema 11 $ 350 8.875 28.01.11 1866 : 10520 10570: 0.16 038 069 7.62 844 327 B B3 B+ 410 3.95
MTC 12 $ 400 8 280112 2231 10228 10252i 034 045 009 753 7.82 317 : BB- 4.81 4.64
Cesepcmarnb 14 $ 375 925 19.0414 3043 {107.81 10869: -0.06 -008 233 795 858 351 B+ B2 B+!: 6.00 5.77
Anpoca 14 $ 800 8875 17.11.14 3255 {11506 11579: 0.11 -035 -0.03 661  7.71 217 B 6.49 6.28
A3I1POM 13-1 $ 1750 9.625 01.03.13 2629 i 119.45 121.05: 0.06 0.13 0.41 6.23  8.06 187 | BB Baa2 BB+ 5.40 5.24
rA3[1POM 13-2 $ 1222 4505 220713 2772 i 9867 9893 i -085 -0.84 -0.73 495 457 51 BB Baa2 BB+i 298 2.91
rA3I1POM 13-3 $ 647 5625 220713 2772 i 9929 9954 i 037 029 -019 586 567 142 i BB Baa2 BB+ 2.98 2.89
rA3I1POM 15 $ 1000 5.875 01.06.15 3451 i 107.64 108.05i 0.33 027 -0.67 484 546 154 i BB Baa2 BB+ 7.38 7.04
rA3IPOM 20 $ 1250 7.201 01.0220 5157 : 10629 106.81: 024 027 -053 651 677 207 i BB Baa2 BB+ 9.02 8.73
[A3[1POM 34 $ 1000 8.625 28.04.34 10357 i 124.89 12539 -0.38 _ -0.30 _ -040 666 6.91 200 i BB Baa2 BB+i 1242  12.02

UcmouHuku: REUTERS
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POCCUUCKWE EBPOOBNUIALIUK 19 pexabpa 2005 r.

OMUTEHTbI OBBbEM MOrALEHUNE LIEHA WU3MEHEHME,% [OOXOAOHOCTb,% PEUTUHIT  OHOPAUUA
O6bem, MnH.  KynoH,% MoraweHue nfrl?eﬁiﬂ Mokynka Mpopaxa AeHb Hepenio Mecsy K noraw. Tekywasn b;l%srﬁ:rk S&P Moody's Fitch  [iop. ner. Moa. arop

baHKoecKue eepoobnu2auuu
MIIM 05 $ 200 : RIC NCS: RIC NO1 #3HAY! 5: RICNG: RICNG 0.00  -0.05 -0.35 3 RIC NC #3HAU!3: RICNG B+ Ba2 BB-3: RIC NC3: RIC NO
Anbcpabark 06 $ 19 8 13.04.06 115 {10044 100.84: 0.08 0.08 007 632 7.9 246 ! BB- Ba2 B+i 0.31 0.31
BaHk 3EHNT 06 $ 125 925 12.06.06 175 110125 101.75: 0.00 0.00 025  6.51 9.14 222 B1 B i 047 0.46
C6epbarik 06 $ 1000 5.944 24.10.06 309 {101.05 101.30: 0.05 0.03 0.00 5.03 5.88 36 A2 BBB
BTb 06 $ 350 5274 22.06.06 185 i 100.35 100.60: 0.07 0.05 000 491 5.26 41 BBB BBB
Mpomcessbbark 06 $ 200 1025 27.10.06 312 10196 10243i -012 -0.12 -037 779 1005 350 B B i 082 0.79
MOM 06 $ 200 9375 23.09.06 278 10151 10201i{ -035 -0.37 -010 710 9.24 269 B+ Ba2 BB-i 0.75 0.72
Mempokommepy 07 $ 120 9 09.02.07 417 :101.99 10245 0.01 0.16 0.32 712 882 281 B  Ba3 1.07 1.03
Anbgpabark 07 $ 150 7.75 09.0207 417 1 100.60 101.10:i 0.09 0.35 0.43 7.10 7.70 282 i BB- Ba2 B 1.08 1.05
PocbaHk, 07 $ 150 7.625 09.07.07 567 10050 101.03: 0.00 0.03 - 732 759 284 B- B i 146 1.36
HOMOC 07 $ 100 9125 13.02.07 421 {102.05 10235 0.35 0.16 025 7.21 8.94 289 Ba3 B i 1.08 1.04
MocHapbatk 07 $ 200 5877 05.10.07 655 10175 10225: -005 -0.06 025 534 578 68 BBB-
MBI Hukolin $ 150 9 19.03.07 455 10219 102.68: 0.15 0.14 0.20 7.11 8.81 276 B i 1.18 1.14
Pycc. Cmand 07 $ 300 875 14.0407 481 {10133 10194 0.10 0.20 0.90 765 864 330 BBB+ 1.25 1.21
BTb 07 $ 300 7.143 30.07.07 588 {103.25 103.75i -008 -024 -032 533 6.92 72 BBB BBB 2.45
MBPP 08 $ 150 8.625 03.03.08 805 :100.92 101.92i 0.20 019 -033 815 855 380 B i 2.00 1.93
Anbcpabark 08 $ 250 7.75 0207.08 926 10025 101.00: 0.00 0.05 0.77 764 773 329 i BB- Ba2 B i 226 2.18
lasnpombatk 08 $ 1050 7.25 30.10.08 1046 : 103.03 103.53i 0.20 006 -029 6.07 7.04 172 B+ Baat 2.61 2.53
BTb 08 $ 550 6.875 11.12.08 1088 : 102.87 10343 -0.11 -0.12  -0.21 5.81 6.68 146 i BBB BBB: 2.74 2.66
PocbaHk, 09 €225 975 24.09.09 1375 104.48 105.09: -003 -007 035 7.68  9.33 340 B- B i 213 2.09
MocHap6arik 08 $ 150 4.375 30.06.08 924 97.03 9760 i 0.35 0.15 0.34 566  4.51 130 BBB: 2.36 2.30
XKbB Bark 08-1 $ 150 9.125 04.02.08 777 10137 102.12i -086 -0.80 -0.73 840  9.00 403 B- 1.91 1.84
XKB Batk 08-2 $ 275 8625 30.06.08 924 10050 101.13: 0.00 000 -0.82 840 858 405 B- 2.23 2.14
BaHk Mockebi, 09 $ 250 8 28.09.09 1379 {10468 105.02: 0.40 045 -067 657 7.64 223 BBB: 3.28 3.18
BaHk Mockesi, 10 $ 300 7.375 26.11.10 1803 § 102.75 103.75i 0.06 020 -041  6.71 7.18 236 BBB: 4.21 4.08
BTb 11 $ 450 75 121011 2123 (107.88 108381 038 012 014 588 695 152  BBB BBB! 4.79 4.66
BTb 15 $ 750 6.315 04.02.15 3334 { 102.54 102.91: 0.44 0.20 0.77 556  6.16 120 { BBB BBB: 3.55 3.45
Cbepbatk 15 $ 1000 6.23 11.02.15 3341 i 100.91 10127 0.04 0.09 0.52 5.98 6.17 162 A2 BBB: 3.63 3.53
BTb 35 $ 1000 6.25 30.06.35 10785 i 101.93 10293 : 0.74 1.23 423 6.1 6.13 146 BBB BBBi 13.60  13.20

UcmouHuku: REUTERS
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Mupoeoli pbiHOK onea
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SMUTEHTbI LHEHA U3MEHEHUE, % HAOXOAHOCTb,% [OOPALUA PEATUHI
MocnegHsis R
Mo 3akpbiTUI0 KoTHpOBKa OeHb Hepens mecsiL, [o noraweHus [iopauusa S&P Moody’s
US10YT=RR 100.48 100.45 0.25 0.71 2.45 4.44 8.07 AAA Aaa
US30YT=RR 110.77 110.66 0.43 1.24 0.84 4.65 14.40 AAA Aaa
EU2YT=RR 99.88 99.88 0.03 0.81 -0.20 2.81 1.95 AAA Aaa
EU10YT=RR 101.29 101.33 0.10 0.82 1.64 3.34 8.63 AAA Aaa
MEXGLB26=RR 161.00 161.13 0.00 0.47 2.57 6.18 10.47 BBB Baat
BRAGLB27=RR 122.75 122.88 -0.51 0.61 2.60 7.89 10.12 BB- Ba3
TRGLB30=RR 150.69 150.69 0.38 0.96 2.50 7.35 10.39 BB- Ba3
TRGLB10=RR 122.44 122.56 -0.25 -0.15 -0.05 5.94 3.70 BB- Ba3
ARGFRB=RR 32.50 32.50 0.00 0.00 0.00 0.00 0.00 B- B3
ARGGLB30=RR 27.00 28.50 -10.00 -10.00 -6.06 83.84 2.02 B- B3
RUSGLB10=RR 107.25 106.94 0.00 0.06 -0.17 4.92 2.08 BBB Baa2
RUSGLB30=RR 111.50 111.63 0.00 0.17 0.56 5.67 8.07 BBB Baa2
WemouHuku: REUTERS
Undekcwbl JPM EMBI+
EMBI+ CrnP34 WHOEKC N3MEHEHUE, %
Cnpap MSM?:::e 3 3HaueHve 3a peHb CM:;E::T C Havana roga 3a 12 mecsues

EMBI+ 247 2 364.00 -0.04 0.75 10.46 11.11

EMBI+ RUSSIA 117 0 422.29 0.30 0.13 12.33 12.45

EMBI+ MEXICO 129 1 326.92 0.12 -0.14 7.24 7.56

EMBI+ TURKEY 225 3 239.77 0.02 0.87 8.45 9.13

EMBI+ BRAZIL 318 4 495.84 -0.23 2.27 11.72 13.09

EMBI+ VENGVUELA 320 5 536.46 -0.09 1.24 13.94 14.97




KOHTAKTHAA WUHOOPMALINA 19 pexabpa 2005 r.

HacToswmit LOKYMEHT NPeaoCTaBneH UCKIYNTENBHO B MOpsiake UHGOPMaUMn U He SIBRSIETCA NPEASioKeHMeM O NPOBEAEHUM onepauuii Ha pPbiHKE LieHHbIX Bymar, 1, B 4acTHOCTH,
npeanoxexnnem o6 Mx Nokynke v npoaaxe. HacTosWwmi [OKYMEHT COAepXUT MHGOPMaLMIo, NOMyYeHHYI0 U3 UCTOYHWMKOB, KoTopble BaHk MockBbl paccmaTpuBaeT B kadyecTBe
poctoBepHbix. OgHako BaHk MoCKBbI, €ro pyKOBOACTBO M COTPYAHUKW HE MOFYT rapaHTUpoBaTb abCOMOTHLIE TOYHOCTb, MOSIHOTY U AOCTOBEPHOCTb TAKOWM MH(OPMaLMM U He HecyT
OTBETCTBEHHOCTU 32 BO3MOXHbIE MOTEPU KIIMEHTa B CBS3W C ee ucnosfib3oBaHueM. OLeHKU U MHEHWSI, NPeacTaBrieHHble B HACTOSALLEM OOKYMEHTE, OCHOBaHbI UCKMIOYUTESIbHO Ha
3aKMOYEHUsX aHanuTMkoB BaHka B OTHOLUIEHUM aHanM3VMpyembiX LEHHbIX Gymar v 3MWTEHTOB. BosHarpaxaeHue aHanuTVKOB He CBSI3aHO W HEe 3aBUCUT OT CcoAepXaHusi
aHanuTMyYeckx 0630poB, KOTOPbLIE OHW FOTOBST, UMW OT CyLLECTBA AaBaeMblX UMW PEKOMEHAALMNA.

BaHk MockBbl, ero pykoBoACTBO W COTPYAHWKM HE HECYT OTBETCTBEHHOCTW 3@ MHBECTULMOHHBIE PELUEHUsI KIIMeHTa, OCHOBaHHbIe Ha WMHGOpMaLmK, coaepxallencs B HacTosiLLem
nokymeHTe. baHk MockBbl, €ro pykoBOACTBO M COTPYAHUKW HE HECYT OTBETCTBEHHOCTU B CBSA3W C NPSAMbIMW UM KOCBEHHBIMW NOTEPSMU W/UNK yLLepObOoM, BO3HUKLLMM B pe3ynbTaTe
MCMOMb30BaHUSA KIIMEHTOM UHAOPMaLMK Un Kakon-nmbo ee YacTu Npu coBepLLIEHWN onepauuii ¢ LeHHbIMM Bymaramu. BaHk Mockebl He 6epeT Ha cebsi obsizaTenscTBa perynsipHo
06HOBNATL MHOPMaLIMIO, KOTOpas COAEPXUTCS B HACTOALLEM [JOKYMEHTE UMW UCMpaBnsTb BO3MOXHble HETOYHOCTW. Caenku, coBeplUeHHble B MPOLUIOM W YNOMSHYTble B
HacTosiLLEeM [OKyMEHTe, He BCera siBMsTCS UHANKATUBHLIMU ANs OnpeaeneHuns pedynbtaToB ByayLumx caenok. Ha cToumocTb, LieHy Ui BennyMHy [oxofa no LeHHbIM Gymaram
WU NPOW3BOAHBLIM WMHCTPYMEHTaM, YMOMSHYTbIM B HacTosiLleM [AOKYMeHTe,  MOryT oOkasblBaTb HebnaronpusTHoe Bo3deiicTBMe KonebaHus OOMEeHHbIX KypcoB BanioT.
MHBeCTMpOBaHWe B POCCUICKME LeHHble Bymary HeceT 3HaYUTENbHbIA PUCK, B CBA3M C YEM KIMEHTY HeobXxoaMMO MPOBOAUTbL COOCTBEHHbIM aHanu3 pbiHKa W MUCCreaoBaHue
Ha[leXXHOCTN POCCUIACKVX 3MUTEHTOB 40 COBEPLLEHUS COEMOK.

HacToswunii JOKYMEHT He MOoXeT ObiTb BOCNpOouU3BeAeH, NOMHOCTBIO UMW YacTUYHO, C HEro Henb3s AenaTb KOMWW, BbIOEPXKU M3 HEero He MOryT WMCMoMnb3oBaTbCA ANA Kakx-nubo
nybnukaumn 6e3 npeaBapuTENbHOrO MUCbMEHHOrO paspelleHns banka MockBbl. BaHk MockBbl HE HeceT OTBETCTBEHHOCTM 3a HeCaHKUMOHUPOBAHHblE AEWCTBUSI TPETbUX NuL,
CBSA3aHHble C PacnpoCTpaHeHNeM HacTOSLLEro AoKyMeHTa unu nioboii ero YacTu.

+7 (095) 105-8000

KOHTAKTHAA NH®OPMALIUA WWW.MMBANK.RU
u +7 (095) 924-0080

e-mail BH, Ten

BULUE-NPE3VAEHT CbITHUKOB Anekcen

HAYATIbHWK YMPABIEHWA

OOBEPUTENbHbIX OMEPALINA KacbsinoBa EneHa Kasyanova_EA@mmbank.ru 46-79

COMPOBOXAEHWE KNMEHTOB

MeHepkep no paboTe ¢ KnueHTamMu LyxoBa Anna Shuhova_ AG@mmbank.ru 42-63

AHANNTUYECKWW OTAEN

HavanbHuk otpena TpemacoB Kupunn Tremasov_KV@mmbank.ru 45-92

AHanus akumn BeneHeeB Bnagumup Vedeneev_VY@mmbank.ru 28-17

AHanus akuumn CkBopuoB AMutpuin Skvortsov_DV@mmbank.ru 28-32

AHanus akuun BecenoBa Onbra Veselova_OV@mmbank.ru 28-92

AHanus gonroBbIX PbIHKOB ®epnopos Erop Fedorov_EY@mmbank.ru 42-33

AHanus nonroBbiX PbIHKOB Namuui Muxaunn Lyamin_MY@mmbank.ru 28-44

OTAEN YNPABINEHWA AKTUBAMU

HavanbHuk oTpena BecnanoB Anekcen Bespalov_AV@mmbank.ru 42-20

HonroBbie UHCTPYMEHTbI XpamuoBckuit CTaHucnas HSS@mmbank.ru 28-95

Akuum BonkoB Anekcen Volkov_A@mmbank.ru 28-37
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